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Date 2012130 (Januar3020 1)2
(TFX DAI LY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17:00 Open Int is as of 17:00.)

2. Unit of Open | nt. and Volume is 1 contract

* I nt. Rate %, p.aUS$ per 100Gye&n

3. Vol ume includes Strategy.

Si x-month Euroyen LIBOR Futures
Cont [Batcttl e. (PrleviOpwesn DRaryl)ce Hi gh Low ClosingOfficial Cl o sS entgt . PriceVol ume Open
Montlhs Exerc dant .
* * * * * * *
Chanige

12.02.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 666B.03 3 D®. 660B.03 39590. 66 50 0 0
12.03.0Q000 - 99. 66533 M. 66.533 MDD . 66MR.53 3 B 660R.533 D . 6|6R.533 PD . 66@.53 39795. 66 2 5 5 5|1 50
12.p04€.0Q00 - - - - - - - - - - - - - 99. 66M.034®® . 66M.03 4909. 616 00 0 0
12.0&®.0Q00 - - - - - - - - - - - - - - - - - - - - - - 99. 66M0M.034®® . 660M.03 49090. 66 00 0 0
12.09Y.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 656.0343®»®. 65®.0349590. 6550 0 0
12. 0 2.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 650.035®® . 650M.03 5909. 6500 0 0
13.03.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 640.036®® . 640M.03 69090. 6400 0 0
13.p0p66.0Q00 - - - - - - - - - - - - - - - - - - - - - - 99. 63B.036M®®. 630m.03 69590. 6350 0 0
13.09YL.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 63M.037T®® . 63M.03 79090. 6300 0 0
13. L 2.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 620B.037T®®®. 62®.03 79590. 6250 0 0
14.03.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 606.039®®. 60KB.039959. 6050 0 0
14. 0&®@. 0000 - - - - - - - - - - - - - - - - - - - - - - 99. 596.040®®. 59®.04 09590. 5950 0 0
14. 0. 0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 580M.042®®. 58@mM.04 2909. 5800 0 0
14. 1 22.0Q00 - - - - - - - - - - - - - - - - - - - - - - 99. 550.0435®®. 550.04 59090. 5500 0 0
15.03%.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 520.04 8§®® . 520.04 §9090. 5200 0 0
15.p0660.0Q00 - - - - - - - - - - - - - 99. 49M0M.051®® . 49mM.05 1909. 4900 0 0
15.09Y.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 460.054®® . 460.054909. 4600 0 0
15. 1 22.0Q060 - - - - - - - - - - - - - - - - - - - - - - 99. 4166.0583®®. 41®.0589590. 4150 0 0
16.03.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 360.064®® . 360M.064909. 3600 0 0
16. 0&@. 0000 - - - - - - - - - - - - - - - - - - - - - - 99. 310.069®® . 3/10M.06 9909. 3100 0 0
16. 0®V. 0Q0O0O0 - - - - - - - - - - - - - - - - - - - - - - 99. 25M.07535®® . 250M.07 5909. 2500 0 0
16. L2.0Q000 - - - - - - - - - - - - - - - - - - - - - - 99. 176.0823®»® . 17®.08 29590. 1750 0 0
Tot dl s - -4 - - = 4 - = = 4 = = = 4 - - -4 - - -4 - - -4 - -4 - .- - a4 e e oo g EEEETEETE B - 551 50

TSTLO1AP
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(TFX DAI LY STATI STI CS REPORT)

(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

=

---- means not applicable. 3. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
* I nt. Rate %, p.aUS$ per 100Gye&n

Si xX-month Eur oyen( BLIloBcGkR TrFruat duer)e s
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Date 2012130 (Januar3020 1)2
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17:00 Open Int is as of 17:00.)

2. Unit of Open Int. and Volume is 1 contract.

* I nt. Rate %, p.aUS$ per 100Gye&n

3. Vol ume includes Strategy.

Over - Night Cal | Rate Futures
Cont [Batcttl e. (PrleviOpwesn DRaryl)ce Hi gh Low ClosingOfficial Cl o sS entgt . PriceVol ume Open
Montlhs Exercisdadt
Chanige
12.029. 92m. 0)80 - - - - - - - - - - - - - - - - - - -99. 920. 0)8®9. 92mw. 0|80 . 000 0 - - - 0
12.039. 92m. 0)80 - - - - - - - - - - - - - - - - - - -99. 920. 0)8®9. 92m0. 0|80 . 000 0 - - - 0
12.0499.92m. 0/80 - - - - - - - - - -99. 92mW. 0|8®9. 92mwW. 080 . 0|00 0 - - - 0
12.p0®M®9. 92m. 080 - - - - - - - - - - - - - - - - - - -99. 920. 0)8®9. 92m. 0|80 . 000 0 - - - 0
12.0®9. 92m®. 080 - - - - - - - - - - - - - - - - - - -99. 920. 0)8®9. 92m. 0|80 . 000 0 - - - 0
12.0MP9. 92m. 080 - - - - - - - - - - - - - - - - - - -99. 920. 0)8®9. 92mw. 0|80 . 000 0 - - - 0
Totdl s--+4---+4- R L T e LT T R T T T B B BT I - 0 0
TSTLO1AP



Date 2012130 (Januar3020 1)2 6
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf
1. ---- means not applicable. 3. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
* I nt. Rate %, p.aUS$ per 100Gye&n
Over - Night Call (BhbekFUtades}
Cont [Batcttl e. (PrleviOpwesn DRaryl)ce Hi gh Low ClosingOfficial Cl o sS entgt . PriceVol ume Open
Montlhs Exercisdadt.
Chanige
12.P02 - -4 - -4 -4 d4- 4] e T e - e e 0 - -4 -
12.P3 --4---d- -4 g d T T SR BEP - T TR R 0 - -4 -
12.04 - -4 - - -4 o4 ooy oo e - e 0 B
12.pPp6 - -4 - d ot ol ad e T T - N N L 0 - - q -
12.P06 --4---d- - -4 -4 4] T T P I - T T IR 0 - -4 -
12.07 - -4 - -4« - -4 - 4] B T e - B e e 0 - -4
Totdl s - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - 0 - - - - - -

TSTLO1AP



Date 2012130 (Januar3020 1)2
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf
1. ---- means not applicable. 4. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
* I nt. Rate %, p.aUS$ per 100Gye&n
3. Vol ume includes Strategy.
Spot - Next Repo Rate Futures
Cont [Batcttl e. (PrleviOpwesn DRaryl)ce Hi gh Low ClosingOfficial Cl o sS entgt . PriceVol ume Open
Montlhs Exercisdadt.
Chanige
12.029. 90m. 100 - - - - - - - - - - - - - - - - - - - -99. 900. 10®9. 90m. 1|100. 000 0 - - - 0
12.039. 90m. 100 - - - - - - - - - - - - - - - - - - - -99. 900. 10®9. 90©0. 1/100. 000 0 - - - 0
12.049€9.90m. 100 - - - - - - - - - - -99. 90W. 110®9. 90W. 1100. 0|00 0 - - - 0
12.0®M®9. 90mW. 100 - - - - - - - - - - - - - - - - - - - -99. 900. 10®9. 90m. 1/100. 000 0 - - - 0
12.0®9. 90mW. 100 - - - - - - - - - - - - - - - - - - - -99. 900. 10®9. 90®0. 1100. 000 0 - - - 0
12.0MP9. 90m. 100 - - - - - - - - - - - - - - - - - - - -99. 900. 10®9. 90m. 1|100. 000 0 - - - 0
Totdl s - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - - 0 - - - 0

TSTLO1AP



Date 2012130 (Januar3020 1)2
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf
1. ---- means not applicable. 3. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
* I nt. Rate %, p.aUS$ per 100Gye&n
Spot - Next Re p o (RBaltoec kF uTtruardees)
Cont [Batcttl e. (PrleviOpwesn DRaryl)ce Hi gh Low ClosingOfficial Cl o sS entgt . PriceVol ume Open
Mont{hs Exerc dat .
Chanlge
12.02 - -4 - --+4- - -4 -4 - 0 - -
12.P38 --4- -4 - -4 -4 - 0 - -
T o e e 0 - -
12.pP65 - -« oodeade cabe e e e e e e e i e el e e e e e e e 0 - -
12.P6 - -4 - «-d - -4 - d o oope ol e i e s e e e e e o e e e e e e e L e e e e - 0 - -
12.07 - -4 - -4« -4 -4 ool oo e s oo e e 0 - -
Tot dl s - - 4 - - - 4 - - - 4 - = = 4 - - - - - - - - e e e e e - e - - g e e 4 - e - e e e e e e e 0 - - - -

TSTLO1AP
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Date 2012130 (Januar3020 1)2 11
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf
1. - --- ---- means not applicable. 5. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.
4. Vol ume includes Strategy.
Put Options on Three-month Euroyen Futures
Contlract Open Pri EBegh Low Closi @Ogficia Cl cssei tnyg . Price Vol ume Open I|ntExercijswol ati it
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previous Day)

Changle
13.0399.5000. 045 - - - - - - - - - - - - 0. 045 0. 0pPO 0 0 0 0.2400
13.0399.6/250. 090 - - - - - - - - - - - - 0. 090 0. 0pPO 0 0 0 0.2400
13.0399. 7500. 160 - - - - - - - - - - - - - 0. 160 0. 00O 0 0 0 0.2400
13.0399.8750. 250 - - - - - - - - - - - - 0. 255 0. 005 0 0 0 0.2400
13.0300. 00O00. 360 - - - - - - - - - - - - 0. 365 0. 005 0 0 0 0.2400
13.0300. 1250 41|75 - - A - - - A - - - A - - - - 0. 480 0. 005 0 0 0 0.2400
13.0300. 2500. 6100 - - A - - - - - - - - - - 0. 605 0. 005 0 0 0 0.2400
13.03300. 83750. 720 - - - - - - - - - - - e - 0. 725 0. 05 0 0 0 0.2400
Totdl s - - - - - - - - - - - - - - - - - - - - - - - - - 0 10, 750 0 - -4 -

TSTLO1AP



Date 2012130 (Januar3020 1)2 12
(TFX DAI LY STATI STI CS REPORT)

(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)
Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.
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Put Options on Three- mamtlto cKku rTayaedre )Fut ur es

Contlract Open PriEBegh Low Closi @Officia Cl cssei tntg . PriceVol ume Open |I|ntExercijswol at. ity

Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previ olu
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Date 2012130 (Januar3020 1)2 13
(TFX DAI LY STATI STI CS REPORT)

(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)
Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.
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Date 2012130 (Januar3020 1)2 14
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeuph oDk & 78 -F2a4x000 3 - 321RBRE7BOtp: // www. Efmaicb. jpfo@tf

1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)

2. Unit of Open Int. and Volume is 1 contract.

3. Exercise Volume is based on today's report.

Put Options on Three- mamtlto cKku rTayaedre )Fut ur es
Contlract Open PriEBegh Low Closi @Officia Cl cssei tntg . PriceVol ume Open |I|ntExercijswol at. ity
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previous Day)
Changle

13.P0p399.500 - - - 0
13.0399.6/25 - - - 0
13./0399. 750 - - - 0
13.p0p399.875 - - - 0
13./0300. 000 - - - 0
13.p300.125 - - - 0
13.0300. 250 - - - 0
13.0300. 8375 - - - 0
Tot dl s - - - - - - - - - - - - - - - - - - - - - - - 0 - - - - -4 -
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Date 2012130 (Januar3020 1)2 17
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf
1. - --- ---- means not applicable. 5. 17:00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.
4. Vol ume includes Strategy.
Cal |l Options on Three-month Euroyen Futures
Contlract Open Pri EBegh Low Closi @Ogficia Cl cssei tnyg . Price Vol ume Open I|ntExercijswol ati it
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previous Day)

Changle
13.0399.5000. 195 - - - - - - - - - - - - 0. 190-0. 005 0 0 0 0.2400
13.0399.6/250. 1115 - - - - - - - - - - - - 0. 110-0.005 0 0 0 0.2400
13.0399. 7500. 0660 - - - - - - - - - - - - - 0. 055-0. 005 0 0 0 0.2400
13.0399.8750. 025 - - - - - - - - - - - - 0. 025 0. 0pO 0 0 0 0.2400
13.0300. 0000. 010 - - - - - - - - - - - - 0. 010 O.O0OpPO 0 0 0 0.2400
13.0300. 1250. 0/05 - - A - - - A - - - A - - - - 0. 005 0. 0pPO 0 0 0 0.2400
13.0300. 2500. 000 - - A - - - - - - - - - - 0. 000 O. O0OpPO 0 0 0 0.2400
13.03300. 3750. 0000 - - - - - - - - - - - e - 0. 000 O. O0pPO 0 0 0 0.2400
Totdl s - - - - - - - - - - - - - - - - - - - - - - - - - 0 6 0|0 0 - -4 -

TSTLO1AP



Date 2012130 (Januar3020 1)2 18
(TFX DAI LY STATI STI CS REPORT)

(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)
Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.

N

Cal | Options on Three- mopBtbclEuUTOgeéam) Futures

Contr ct Open PriEBegh Low Closi @Officia Cl cssei tntg . PriceVol ume Open |I|ntExercijswol at. ity

a
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previ olu
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Date 2012130 (Januar3020 1)2 19
(TFX DAI LY STATI STI CS REPORT)

(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeup h oDk ¥ 7 8 -F2a4x0 003 - 321 RBRE7BOt p: / / www. Efmacb.|jpfo@tf

1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)
Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.

N

Cal | Options on Three- mopBtbclEuUTOgeéam) Futures

Contr ct Open PriEBegh Low Closi @Officia Cl cssei tntg . PriceVol ume Open |I|ntExercijswol at. ity

a
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previ olu
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Date 2012130 (Januar3020 1)2 20
(TFX DAILY STATI STI CS REPORT)
(Il ssued by) (Tokyo Financi al Exchange | nc.)
(Registered Office) 2-6-1
2-6-1 Marunouchi, ChiyodTaelkeuph oDk & 78 -F2a4x000 3 - 321RBRE7BOtp: // www. Efmaicb. jpfo@tf
1. ---- means not applicable. 4. 17: 00 Open Int is as of 17:00.)
2. Unit of Open Int. and Volume is 1 contract.
3. Exercise Volume is based on today's report.
Cal | Options on Three- mopBtbclEuUTOgeéam) Futures
Contlract Open PriEBegh Low Closi @Officia Cl cssei tntg . PriceVol ume Open |I|ntExercijswol at. ity
Mo ntlShtsr i k e | PSdtctel |e. Vol ume
Previous Day)
Changle
13.P0p399.500 - - - 0
13.0399.6/25 - - - 0
13./0399. 750 - - - 0
13.p0p399.875 - - - 0
13./0300. 000 - - - 0
13.p300.125 - - - 0
13.0300. 250 - - - 0
13.0300. 8375 - - - 0
Totdl s - - - - - - - - - - - - - - - - - - - - - - - - 0 - - - - -4 -

TSTLO1AP



