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. This Report consists of the statistics of the products listed on Tokyo Financial Exchange

Inc.

. Years refer to calendar years.

. Trading Volume and Open Interest are on a trading unit basis.

Trading Volume is on an one—way basis. Transaction Volume is on a round—trip basis.
Trading Volume and Transaction Volume include volume of contracts executed by Strategy
Trade (except for Exchange FX Margin contracts and Exchange Equity Index Margin
contracts).

. Trading Volume and Transaction Volume of Three—month Euroyen futures do not include

Exercised Volume of Options and volumes relating to the L-T link on Three—month Euroyen

. “Price Range” does not include prices from block trades.

“Month—end Settlement Price” is the final settlement price for contracts which have
reached their last trading day within the year.

Interest Rate Futures open interest is the total sum of outstanding positions that remain
open at 17:00 on the last day of each month. Open interest of Exchange FX Margin and
Exchange Equity Index Margin contracts is the total sum of outstanding positions that
remain open at the close of trading on the last trading day of each month. With regards to
contract months that expire prior to the last day of each month, the data represents the
total open interest at the close of the last trading day of these contract months.

. Ratios in this report (as “share”) are rounded to one decimal place.

10.

The specific symbols in the statistical tables are as follows:
[0] Fractional or less than the unit
[—] Nil or no figures
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The copyright of this publication is held by the Tokyo Financial Exchange Inc. (TFX).

This publication has been compiled by TFX for general informational purpose only. Although every attempt has been made to ensure the accuracy of the information, TFX assumes no responsibility for any
errors or omissions. All matters pertaining to rules and procedures herein are made subject to and are superseded by the official rules of TFX. The in this are only for

purposes and do not whatsoever intend to provide advice on investment or asset management. The statements and caluculations herein contain examples for illustration purpose and TFX will assume no
responsibility for their use. TFX reserves the right to change the contents of this publication without prior notice.
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H H Three-month Euroyen futures
)
Date B | o *Far AEHE
(Trading Days) ?ﬁ%(%d o
Trading W e B xercise pen
Volume Block Trade Volume Interest
2008.1~12 ( 245 ) 22,372,133 801,002 292,730 1,241,443
2009.1~12 ( 243 ) 13,066,020 739,836 19,370 962,534
2010.1~12 ( 245 ) 11,274,925 600,083 800 1,174,991
2011.1~12 ( 245 ) 7,201,901 559,817 2,000 533,328
2012.1~ 3 ( 61 ) 1,040,131 115,287 - 401,398
2011.10 (20 ) 434,955 38,903 - 791,864
2011. 11 C 20 ) 704,816 49,586 - 829,424
2011.12 (21 ) 320,454 39,424 1,000 533,328
2012. 1 ( 19 ) 245,444 30,214 - 533,138
2012. 2 ( 21 ) 420,152 35,372 - 583,728
2012. 3 ( 21 ) 374,535 49,701 - 401,398
2011. 3 ( 22 ) 990,338 94,699 - 1,029,419
2012/03/01 26,417 2,000 - 592,350
2012/03/02 33,434 2,540 - 585,112
2012/03/05 7,340 - - 587,353
2012/03/06 14,457 - - 587,567
2012/03/07 11,726 5,000 - 589,831
2012/03/08 7,240 - - 593,025
2012/03/09 23,074 15,000 - 577,950
2012/03/12 4,985 - - 578,567
2012/03/13 26,682 2,692 - 577,999
2012/03/14 43,240 8,646 - 571,438
2012/03/15 55,648 3,080 - 580,668
2012/03/16 25,158 1,168 - 580,826
2012/03/19 10,023 305 - 400,986
2012/03/21 14,615 - - 400,283
2012/03/22 11,168 - - 401,235
2012/03/23 7,918 3,080 - 402,322
2012/03/26 9,024 1,040 - 401,738
2012/03/27 2,633 1,040 - 402,506
2012/03/28 14,206 - - 403,876
2012/03/29 3,586 1,040 - 402,183
2012/03/30 21,961 3,070 - 401,398
— B FEE 17,835

Daily Average
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H H Six-month Euroyen LIBOR futures Over-Night Call Rate futures Spot—Next Repo Rate futures
(E¥%RA%)
Date B R R B e R B K R
(Trading Days)
Trading  |P7ay2msl| PN Trading  |mTeozmst| (P | Trading |mTmozmal| P
Volume Block Trade i Volume Block Trade i Volume Block Trade i
2008.1~12 ( 245 ) - - - 2,299 - - -
2009.1~12 ( 243 ) - - - - - - -
2010.1~12 ( 245 ) - - - - - - -
2011.1~12 ( 245 ) - - - - - - -
2012.1~ 3 ( 61 ) 8,975 - 4,408 - - - -
2011.10 ( 20 ) - - - - - - -
2011. 11 ( 20 ) - - - - - - -
2011.12 (21 ) - - - - - - -
2012. 1 ( 19 ) 755 - 504 - - - -
2012. 2 ( 21 ) 6,317 - 3,910 - - - -
2012. 3 ( 21 ) 1,903 - 4,408 - - - -
2011, 3 ( 22 ) - - - - - - -
2012/03/01 - 4,310 - - - -
2012/03/02 - - 4,310 - - - -
2012/03/05 - - 4,310 - - - -
2012/03/06 200 - 4,310 - - - -
2012/03/07 - - 4,310 - - - -
2012/03/08 - - 4,310 - - - -
2012/03/09 - - 4,310 - - - -
2012/03/12 - - 4,310 - - - -
2012/03/13 - - 4,310 - - - -
2012/03/14 400 - 4,510 - - - -
2012/03/15 200 - 4,910 - - - -
2012/03/16 - - 4,910 - - - -
2012/03/19 - - 4,910 - - - -
2012/03/21 400 - 5,210 - - - -
2012/03/22 - - 3,909 - - - -
2012/03/23 - - 3,909 - - - -
2012/03/26 - - 3,909 - - - -
2012/03/27 2 - 3,909 - - - -
2012/03/28 200 - 4,107 - - - -
2012/03/29 - - 4,107 - - - -
2012/03/30 500 - 4,408 - - - -
LR 91 - -

AR — VA — = A MRS B OGCL AR ARy b+ 27 AMBF S E 8 i RS TG 201065471 12 A 2056 25 HE TG 2R 1L T ELTE,
3In preparation for the forthcoming launch of the amended Over-Night Call Rate Futures and Spot-Next Repo Rate Futures,
the Over—Night Call Rate Futures and Spot—Next Repo Rate Futures had been suspended from April 12th to June 25th in 2010.

F244F1 4 30 A k92— [ILIBOR6» A &:F ez L5 TR £,
LIBOR futures on January 30, 2012.
ELTHYET,

ted Six-month Euroyen
GCL AR ARy b 17 AN S, 2012423 H 26 H L0 LS |2

$TFX suspended trading of Spot Next Repo Rate Futures as of 26 March 2012.




%W A Rt
A H Total of futures
CEXL)
Date 5 | *Tar BEHAE
(Trading Days) ?ﬁ%(%d o
Trading W e B xercise pen
Volume Block Trade Volume Interest
2008.1~12 ( 245 ) 22,374,432 801,002 292,730 1,241,443
2009.1~12 ( 243 ) 13,066,020 739,836 19,370 962,534
2010.1~12 ( 245 ) 11,274,925 600,083 800 1,174,991
2011.1~12 ( 245 ) 7,201,901 559,817 2,000 533,328
2012.1~ 3 ( 61 ) 1,049,106 115,287 - 405,806
2011.10 (20 ) 434,955 38,903 - 791,864
2011.11 (20 ) 704,816 49,586 - 829,424
2011.12 (21 ) 320,454 39,424 1,000 533,328
2012. 1 ( 19 ) 246,199 30,214 - 533,642
2012. 2 ( 21 ) 426,469 35,372 - 587,638
2012. 3 ( 21 ) 376,438 49,701 - 405,806
2011. 3 ( 22 ) 990,338 94,699 - 1,029,419
2012/03/01 26,418 2,000 - 596,660
2012/03/02 33,434 2,540 - 589,422
2012/03/05 7,340 - - 591,663
2012/03/06 14,657 - - 591,877
2012/03/07 11,726 5,000 - 594,141
2012/03/08 7,240 - - 597,335
2012/03/09 23,074 15,000 - 582,260
2012/03/12 4,985 - - 582,877
2012/03/13 26,682 2,692 - 582,309
2012/03/14 43,640 8,646 - 575,948
2012/03/15 55,848 3,080 - 585,578
2012/03/16 25,158 1,168 - 585,736
2012/03/19 10,023 305 - 405,896
2012/03/21 15,015 - - 405,493
2012/03/22 11,168 - - 405,144
2012/03/23 7,918 3,080 - 406,231
2012/03/26 9,024 1,040 - 405,647
2012/03/27 2,635 1,040 - 406,415
2012/03/28 14,406 - - 407,983
2012/03/29 3,586 1,040 - 406,290
2012/03/30 22,461 3,070 - 405,806
— ¥ 17,926
Daily Average

ST AEE ) O — FFHIEG BT, 4 s — BRI 1ot OO L& MR AL CRR) 2B L TRV ET,
¥ The figure of the average for”Total of futures” is calculated by summing the daily averages (rounded to units) of

each contract.

SRR T — Lo — N — S A MRS e O\GCL R AR I S0 AN RIS L b LR SE Ui LV 201048
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3In preparation for the forthcoming launch of the amended Over—-Night Call Rate Futures and Spot-Next Repo Rate Futures,
the Over—Night Call Rate Futures and Spot-Next Repo Rate Futures had been suspended from April 12th to June 25th in 2010.
MOPRR244E1 730 A 0= —r[LIBOR6:» A &FIEM% 1L TRV ET,

TFX listed Six-month Euroyen LIBOR futures on January 30, 2012.

GCLARAR Y b+ 27 AN T, 2012453 26 1 LOERG| &5 1L THYET,

X suspended trading of Spot Next Repo Rate Futures as of 26 March 2012.
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H H Put Option on Three—month Euroyen futures Call Option on Three—month Euroyen futures
(&A%
Date I3 ke R | mwm I3 Skt R | mwm
(Trading Days) Exercise o Exercise o
Trading N7 ayZ7E5|| Notification lntgfgst Trading N7 ey 7B5| | Notification lntgfgst
Volume Block Trade Volume Volume Block Trade Volume
2008.1~12 ( 245 ) 804,364 445,158 103,755 31,569 447,003 162,350 188,975 31,556
2009.1~12 ( 243 ) 19,327 9,800 3,052 1,350 12,761 4,000 16,318 960
2010.1~12 ( 245 ) 200 - 200 - 200 - 600 -
2011.1~12 ( 245 ) 10,750 10,000 - 10,750 24,797 19,061 2,000 600
2012.1~ 3 ( 61 ) - - - 250 - - - -
2011.10 (20 ) - - - - 1,100 - - 22,893
2011. 11 C 20 ) 10,250 10,000 - 10,250 - - - 22,893
2011.12 (21 ) 500 - - 10,750 - - 1,000 600
2012. 1 (19 ) - - - 10,750 - - - 600
2012. 2 ( 21 ) - - - 10,750 - - - 600
2012. 3 (21 ) - - - 250 - - - -
2011. 3 ( 22 ) - - - - - - - -
2012/03/01 - - - 10,750 - - - 600
2012/03/02 - - - 10,750 - - - 600
2012/03/05 - - - 10,750 - - - 600
2012/03/06 - - - 10,750 - - - 600
2012/03/07 - - - 10,750 - - - 600
2012/03/08 - - - 10,750 - - - 600
2012/03/09 - - - 10,750 - - - 600
2012/03/12 - - - 10,750 - - - 600
2012/03/13 - - - 10,750 - - - 600
2012/03/14 - - - 10,750 - - - 600
2012/03/15 - - - 10,750 - - - 600
2012/03/16 - - - 10,750 - - - 600
2012/03/19 - - - 250 - - - -
2012/03/21 - - - 250 - - - -
2012/03/22 - - - 250 - - - -
2012/03/23 - - - 250 - - - -
2012/03/26 - - - 250 - - - -
2012/03/27 - - - 250 - - - -
2012/03/28 - - - 250 - - - -
2012/03/29 - - - 250 - - - -
2012/03/30 - - - 250 - - - -
— [ - -

Daily Average
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. . . Total of Interest rate
(E‘i{% I—l_]l’gt) Total of Options financial futures contracts
Date B HRE | ewus 5 BER
(Trading Days) Eercif
. . e Open . N Open
Trading N7 ey 75| | Notification Interest Trading N7 a7 B Interest
Volume Block Trade Volume Volume Block Trade
2008.1~12 ( 245 ) 1,251,367 607,508 292,730 63,125 23,625,799 1,408,510 1,304,568
2009.1~12 ( 243 ) 32,088 13,800 19,370 2,310 13,098,108 753,636 964,844
2010.1~12 ( 245 ) 400 - 800 - 11,275,325 600,083 1,174,991
2011.1~12 ( 245 ) 35,547 29,061 2,000 11,350 7,237,448 588,878 544,678
2012.1~ 3 ( 61 ) - - - 250 1,049,106 115,287 406,056
2011.10 (20 ) 1,100 - - 22,893 436,055 38,903 814,757
2011. 11 C 20 ) 10,250 10,000 - 33,143 715,066 59,586 862,567
2011.12 (21 ) 500 - 1,000 11,350 320,954 39,424 544,678
2012. 1 (19 ) - - - 11,350 246,199 30,214 544,992
2012. 2 ( 21 ) - - - 11,350 426,469 35,372 598,988
2012. 3 (21 ) - - - 250 376,438 49,701 406,056
2011. 3 ( 22 ) - - - - 990,338 94,699 1,029,419
2012/03/01 - - - 11,350 26,418 2,000 608,010
2012/03/02 - - - 11,350 33,434 2,540 600,772
2012/03/05 - - - 11,350 7,340 - 603,013
2012/03/06 - - - 11,350 14,657 - 603,227
2012/03/07 - - - 11,350 11,726 5,000 605,491
2012/03/08 - - - 11,350 7,240 - 608,685
2012/03/09 - - - 11,350 23,074 15,000 593,610
2012/03/12 - - - 11,350 4,985 - 594,227
2012/03/13 - - - 11,350 26,682 2,692 593,659
2012/03/14 - - - 11,350 43,640 8,646 587,298
2012/03/15 - - - 11,350 55,848 3,080 596,928
2012/03/16 - - - 11,350 25,158 1,168 597,086
2012/03/19 - - - 250 10,023 305 406,146
2012/03/21 - - - 250 15,015 - 405,743
2012/03/22 - - - 250 11,168 - 405,394
2012/03/23 - - - 250 7,918 3,080 406,481
2012/03/26 - - - 250 9,024 1,040 405,897
2012/03/27 - - - 250 2,635 1,040 406,665
2012/03/28 - - - 250 14,406 - 408,233
2012/03/29 - - - 250 3,586 1,040 406,540
2012/03/30 - - - 250 22,461 3,070 406,056
— H ¥y - 17,926
Daily Average
TGRS AT O A FHERE R, Arfo— A5G R CNMURS A U EAL THRR) 2 5H L TRV ET,

3 The figure of the average for”Total of Interest Rate Futures contracts” is calculated by summing the daily averages (rounded to units) of each contract.
SLRAR Y b 7 ANMER eI, 201243 1 26 H KRG 242 1L TRV ET,
S¢TFX suspended trading of Spot Next Repo Rate Futures as of 26 March 2012.




V-<365 V-<365 V-<365
(BB AT 2 R RERL A2 1L 1) (BB AT 2 RS RERL A2 1L 1) (BB AT 2 B L A2 HL 1)
KR/ H a—n,/H HRR

H A U.S. Dollar—Japanese Yen H A Euro-Japanese Yen H A British Pound—Japanese Yen
(E¥BPE Exchange FX Margin contracts (E¥BPE Exchange FX Margin contracts (E¥BPE Exchange FX Margin contracts
Date Bk | REEE Date Rl | RERR Date Rl | EERR
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( 261 ) 13,177,698 37,365 | 2008.1~12 ( 261 ) 12,130 | 2008.1~12 ( 261 ) 7,634,056 11,170
2009.1~12 ( 260 ) 20,198,781 216,080 | 2009.1~12 ( 260 ) 26,936 | 2009.1~12 ( 260 ) 16,266,521 31,169
2010.1~12 ( 260 ) 27,551,634 287,035 | 2010.1~12 ( 260 ) 107,120 | 2010.1~12 ( 260 ) 17,108,444 98,160
2011.1~12 ( 260 ) 31,441,164 228,004 | 2011.1~12 ( 260 ) 26,769,174 116,311 | 2011.1~12 ( 260 ) 11,782,185 53,997
2012.1~ 3 ( 64 ) 3,645,093 207,036 | 2012.1~ 3 ( 64 ) 5,588,420 73,600 | 2012.1~ 3 ( 64 ) 1,315,002 37,708
2011.10 ( 21 ) 2,458,746 221,500 2011.10 ( 21 ) 2,195,350 69,263 2011.10 ( 21 ) 650,620 44,340
2011.11 (22 ) 1,833,849 219,910 2011.11 ( 22 ) 2,388,728 82,891 2011.11 (22 ) 511,020 51,182
2011.12 (22 ) 1,065,877 228,004 2011.12 ( 22 ) 1,622,936 116,311 2011.12 ( 22 ) 447,143 53,997
2012. 1 ( 21 ) 764,881 248,996 2012. 1 ( 21 ) 1,986,219 95,363 2012. 1 ( 21 ) 384,295 48,584
2012. 2 (21 ) 1,124,012 203,110 2012. 2 (21 ) 2,021,251 81,185 2012. 2 (21 ) 388,290 41,132
2012. 3 ( 22 ) 1,756,200 207,036 2012. 3 (22 ) 1,580,950 73,600 2012. 3 (22 ) 542,417 37,708
2011, 3 (23 ) 4,034,253 193,242 2011, 3 (23 ) 2,579,944 89,731 2011, 3 (23 ) 1,620,366 49,386
2012/03/01 76,438 201,743 2012/03/01 51,818 80,414 2012/03/01 40,035
2012/03/02 69,718 193,975 2012/03/02 69,302 87,490 2012/03/02 41,385
2012/03/05 72,479 198,285 2012/03/05 101,536 81,625 2012/03/05 41,254
2012/03/06 56,061 205,724 2012/03/06 96,498 75,064 2012/03/06 44,215
2012/03/07 39,303 203,520 2012/03/07 74,523 77,799 2012/03/07 44,037
2012/03/08 60,279 201,071 2012/03/08 107,347 78,799 2012/03/08 41,642
2012/03/09 118,059 184,790 2012/03/09 104,104 77,904 2012/03/09 40,277
2012/03/12 48,041 191,477 2012/03/12 44,128 79,109 2012/03/12 42,534
2012/03/13 100,900 187,170 2012/03/13 67,157 78,210 2012/03/13 38,671
2012/03/14 110,986 190,077 2012/03/14 82,083 79,813 2012/03/14 38,808
2012/03/15 154,171 207,966 2012/03/15 72,216 76,733 2012/03/15 32,488 39,064
2012/03/16 123,444 213,649 2012/03/16 55,112 80,613 2012/03/16 23,840 38,053
2012/03/19 88,335 215,148 2012/03/19 64,347 80,679 2012/03/19 25,143 36,729
2012/03/20 62,546 205,090 2012/03/20 49,869 79,604 2012/03/20 21,565 37,117
2012/03/21 87,513 200,416 2012/03/21 76,199 75,915 2012/03/21 25,853 37,970
2012/03/22 128,562 206,742 2012/03/22 111,017 72,508 2012/03/22 38,418 40,352
2012/03/23 81,551 205,378 2012/03/23 86,017 73,804 2012/03/23 29,573 40,031
2012/03/26 58,844 202,232 2012/03/26 46,735 76,584 2012/03/26 15,447 38,236
2012/03/27 57,983 197,272 2012/03/27 49,725 76,655 2012/03/27 18,950 36,821
2012/03/28 47,268 199,830 2012/03/28 61,357 74,181 2012/03/28 20,353 39,119
2012/03/29 60,152 209,204 2012/03/29 58,383 70,996 2012/03/29 23,254 40,504
2012/03/30 53,567 207,036 2012/03/30 51,477 73,600 2012/03/30 24,632 37,708
— H ¥ 79,827 — H ¥ 71,861 — H ¥ 24,655
Daily Average Daily Average Daily Average




0 -5<365 0 -5<365 0 -5<365
(R P 2 R REHL 2 L5 ) (BT 2 R REHL 2 5 ) (B P 2 R REHL 2 5 )
F—=ANFVT RV H AART T /T HFERN
H A Australian Dollar-Japanese Yen H A Swiss Franc — Japanese Yen H A Canadian Dollar-Japa Yen
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts (E¥PE Exchange FX Margin contracts
Date WA | TR Date WEKE | REER Date WA | TR
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( 261 ) 9,246,469 43,330 | 2008.1~12 ( 261 ) 768,754 833 | 2008.1~12 ( 261 ) 1,334,653 2,466
2009.1~12 ( 260 ) 17,793,787 109,895 | 2009.1~12 ( 260 ) 183,224 1,671 | 2009.1~12 ( 260 ) 467,812 3,831
2010.1~12 ( 260 ) 34,272,436 179,005 | 2010.1~12 ( 260 ) 368,567 6,883 | 2010.1~12 ( 260 ) 927,926 11,671
2011.1~12 ( 260 ) 41,589,199 246,374 | 2011.1~12 ( 260 ) 1,631,739 5,168 | 2011.1~12 ( 260 ) 1,156,599 10,098
2012.1~ 3 ( 64 ) 5,633,692 205,845 | 2012.1~ 3 ( 64 ) 123,205 3,985 | 2012.1~ 3 ( 64 ) 113,284 9,484
2011.10 (21 ) 3,290,431 198,129 2011.10 ( 21 ) 78,630 4,171 2011.10 ( 21 ) 61,575 10,640
201111 ( 22 ) 3,262,875 257,413 2011. 11 ( 22 ) 71,127 4,243 2011. 11 ( 22 ) 47,807 11,481
2011.12 (22 ) 2,311,537 246,374 2011.12  ( 22 ) 62,653 5,168 2011.12  ( 22 ) 34,339 10,098
2012. 1 ( 21 ) 1,530,351 199,775 2012. 1 ( 21 ) 47,849 3,231 2012. 1 ( 21 ) 24,104 9,481
2012. 2 ( 21 ) 1,958,403 147,207 2012. 2 ( 21 ) 39,959 4,255 2012. 2 ( 21 ) 29,911 8,762
2012. 3 ( 22 ) 2,144,938 205,845 2012. 3 ( 22 ) 35,397 3,985 2012. 3 ( 22 ) 59,269 9,484
2011. 3 ( 23 ) 4,851,964 143,721 2011. 3 ( 23 ) 152,018 6,839 2011. 3 ( 23 ) 163,034 10,827
2012/03/01 97,359 137,703 2012/03/01 861 4,276 2012/03/01 2,485 8,849
2012/03/02 77,908 142,243 2012/03/02 961 4,079 2012/03/02 2,299 9,022
2012/03/05 109,712 163,654 2012/03/05 1,433 4,303 2012/03/05 2,764 9,114
2012/03/06 179,026 2012/03/06 1,857 4,218 2012/03/06 2,998 9,256
2012/03/07 176,837 2012/03/07 1,082 4,254 2012/03/07 1,458 9,425
2012/03/08 132,753 168,745 2012/03/08 1,373 4,333 2012/03/08 2,512 9,690
2012/03/09 127,248 155,349 2012/03/09 1,617 4,237 2012/03/09 4,381 8,817
2012/03/12 88,043 172,453 2012/03/12 685 4,203 2012/03/12 2,552 9,140
2012/03/13 94,017 154,117 2012/03/13 896 4,299 2012/03/13 2,800 9,117
2012/03/14 91,768 156,035 2012/03/14 1,263 4,291 2012/03/14 3,179 9,523
2012/03/15 108,136 144,012 2012/03/15 1,826 4,455 2012/03/15 2,903
2012/03/16 91,304 138,440 2012/03/16 1,548 4,569 2012/03/16 2,795
2012/03/19 84,489 141,771 2012/03/19 1,396 4,710 2012/03/19 3,552
2012/03/20 109,002 167,006 2012/03/20 969 4,765 2012/03/20 1,807
2012/03/21 81,420 176,201 2012/03/21 1,919 4,885 2012/03/21 2,940
2012/03/22 149,163 192,101 2012/03/22 3,147 4,556 2012/03/22 4,257
2012/03/23 87,591 190,992 2012/03/23 1,669 4,374 2012/03/23 3,834
2012/03/26 67,784 178,766 2012/03/26 2,111 4,214 2012/03/26 1,619
2012/03/27 62,505 178,336 2012/03/27 2,157 4,312 2012/03/27 1,808
2012/03/28 89,541 196,547 2012/03/28 1,193 4,257 2012/03/28 1,871
2012/03/29 102,027 210,205 2012/03/29 2,734 4,325 2012/03/29 2,038
2012/03/30 71,805 205,845 2012/03/30 2,700 3,985 2012/03/30 2,417
— H 97,497 — H 1,609 — H ¥ 2,694
Daily Average Daily Average Daily Average
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H A New Zealand Dollar—Japanese Yen H A South African Rand-Japanese Yen H A
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts [C=3=P-9)
Date WEIE | R Date WEIE | R Date I3
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( 261 ) 4,966,753 34,944 | 2008.1~12 ( 48 ) 48,086 4,023 | 2008.1~12 ( 48 ) 1,948 209
2009.1~12 ( 260 ) 2,097,853 30,889 | 2009.1~12 ( 260 ) 860,162 12,087 | 2009.1~12 ( 260 ) 27,956 395
2010.1~12 ( 260 ) 2,196,138 40,343 | 2010.1~12 ( 260 ) 1,185,379 23,372 | 2010.1~12 ( 260 ) 36,144 1,128
2011.1~12 ( 260 ) 5,781,332 32,235 | 2011.1~12 ( 260 ) 2,138,750 52,155 | 2011.1~12 ( 260 ) 80,369 1,970
2012.1~ 3 ( 64 ) 1,128,049 26,517 | 2012.1~ 3 ( 64 ) 459,255 53,336 | 2012.1~ 3 ( 64 ) 15,454 886
2011.10 (21 ) 313,549 27,847 2011.10 ( 21 ) 157,131 47,123 2011.10 ( 21 ) 4,228 893
201111 ( 22 ) 453,235 5,2 2011. 11 ( 22 ) 195,244 56,854 2011. 11 ( 22 ) 3,880 1,167
2011.12  ( 22 ) 301,693 238 2011.12 (22 ) 145,684 52,155 2011.12 (22 ) 4,948 1,970
2012. 1 ( 21 ) 218,676 27,078 2012. 1 ( 21 ) 122,000 47,020 2012. 1 ( 21 ) 4,056 1,222
2012. 2 ( 21 ) 409,361 25,721 2012. 2 ( 21 ) 161,681 44,241 2012. 2 ( 21 ) 5,362 833
2012. 3 ( 22 ) 500,012 26,517 2012. 3 ( 22 ) 175,574 53,336 2012. 3 ( 22 ) 6,036 886
2011. 3 ( 23 ) 1,189,162 44,302 2011. 3 ( 23 ) 243,080 35,290 2011. 3 ( 23 ) 10,659 812
2012/03/01 23,637 2012/03/01 7,352 43,806 2012/03/01 149 831
2012/03/02 25,363 2012/03/02 7,570 45,673 2012/03/02 291 877
2012/03/05 28,064 2012/03/05 8,570 47,572 2012/03/05 341 900
2012/03/06 38,533 2012/03/06 13,164 48,192 2012/03/06 381 974
2012/03/07 27,597 2012/03/07 7,063 49,080 2012/03/07 254 977
2012/03/08 27,167 2012/03/08 10,255 45,555 2012/03/08 376 888
2012/03/09 25,240 2012/03/09 11,803 43,672 2012/03/09 346 916
2012/03/12 26,583 2012/03/12 4,946 44,092 2012/03/12 160 928
2012/03/13 23,838 2012/03/13 7,561 42,752 2012/03/13 178 884
2012/03/14 27,001 2012/03/14 12,346 47,985 2012/03/14 507 900
2012/03/15 23,804 2012/03/15 5,604 47,639 2012/03/15 187 901
2012/03/16 22,976 2012/03/16 5,266 45,849 2012/03/16 344 861
2012/03/19 24,252 2012/03/19 5,711 44,460 2012/03/19 270 858
2012/03/20 26,463 2012/03/20 6,691 47,051 2012/03/20 171 869
2012/03/21 27,688 2012/03/21 6,827 49,380 2012/03/21 200 873
2012/03/22 28,746 2012/03/22 13,582 52,509 2012/03/22 448 1,037
2012/03/23 28,181 2012/03/23 6,760 53,041 2012/03/23 153 999
2012/03/26 26,790 2012/03/26 6,277 51,190 2012/03/26 244 888
2012/03/27 25,775 2012/03/27 5,231 49,371 2012/03/27 359 843
2012/03/28 27,072 2012/03/28 6,939 51,582 2012/03/28 263 901
2012/03/29 27,905 2012/03/29 10,336 54,605 2012/03/29 215 989
2012/03/30 26,517 2012/03/30 5,720 53,336 2012/03/30 199 886
— H 22,728 — H 7,981 — H 274
Daily Average Daily Average Daily Average
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H A Hong Kong Dollar—Japanese Yen H A Swedish Krona—Japanese Yen H A Polish Zloty—Japanese Y
[C=3=p-9) Exchange FX Margin conl (E¥PRE Exchange FX Margin contracts [C=3=P-9) Exchange FX Margin contracts
Date WA | TR Date WA | TR Date WA | TR
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( 48 ) 2,014 47 | 2008.1~12 ( 48 ) 592 21| 2008.1~12 ( 48 ) 22,335 1,916
2009.1~12 ( 260 ) 21,825 735 2009.1~12 ( 260 ) 15,926 175 | 2009.1~12 ( 260 ) 217,530 8,240
2010.1~12 ( 260 ) 53,830 811 2010.1~12 ( 260 ) 21,591 301 | 2010.1~12 ( 260 ) 152,485 4,131
2011.1~12 ( 260 ) 435 | 2011.1~12 ( 260 ) 56,304 871 | 2011.1~12 ( 260 ) 259,632 8,655
2012.1~ 3 ( 64 ) 436 | 2012.1~ 3 ( 64 ) 6,998 580 | 2012.1~ 3 ( 64 ) 170,322 7,613
2011.10 ( 21 ) 2,972 495 2011.10 ( 21 ) 2,011 647 2011.10 ( 21 ) 4,873
2011. 11 ( 22 ) 2,559 390 2011. 11 ( 22 ) 2,441 854 2011. 11 ( 22 ) 6,559
2011.12 (22 ) 1,625 435 2011.12 (22 ) 2,402 871 2011.12 (22 ) 8,655
2012. 1 ( 21 ) 2,257 409 2012. 1 ( 21 ) 2,417 825 2012. 1 ( 21 ) 6,807
2012. 2 ( 21 ) 1,587 318 2012. 2 ( 21 ) 2,115 612 2012. 2 ( 21 ) 6,863
2012. 3 ( 22 ) 1,369 436 2012. 3 ( 22 ) 2,466 580 2012. 3 ( 22 ) 7,613
2011. 3 ( 23 4,527 588 2011. 3 ( 23 12,348 412 2011. 3 ( 23 2,656
2012/03/01 37 326 2012/03/01 114 594 2012/03/01 6,408
2012/03/02 44 321 2012/03/02 121 598 2012/03/02 6,987
2012/03/05 59 335 2012/03/05 134 639 2012/03/05 7,080
2012/03/06 28 337 2012/03/06 148 666 2012/03/06 7,122
2012/03/07 19 333 2012/03/07 46 678 2012/03/07 6,926
2012/03/08 32 328 2012/03/08 169 654 2012/03/08 6,911
2012/03/09 89 322 2012/03/09 164 677 2012/03/09 6,471
2012/03/12 33 323 2012/03/12 51 685 2012/03/12 6,574
2012/03/13 27 319 2012/03/13 107 668 2012/03/13 6,986
2012/03/14 71 334 2012/03/14 112 618 2012/03/14 7,323
2012/03/15 272 369 2012/03/15 67 629 2012/03/15 6,946
2012/03/16 66 372 2012/03/16 101 616 2012/03/16 6,629
2012/03/19 52 377 2012/03/19 111 620 2012/03/19 6,432
2012/03/20 41 357 2012/03/20 34 621 2012/03/20 6,480
2012/03/21 52 2012/03/21 142 612 2012/03/21 7,730
2012/03/22 96 2012/03/22 166 660 2012/03/22 7,776
2012/03/23 30 353 2012/03/23 102 644 2012/03/23 7,731
2012/03/26 10 348 2012/03/26 119 621 2012/03/26 7,079
2012/03/27 148 426 2012/03/27 93 614 2012/03/27 7,154
2012/03/28 57 428 2012/03/28 169 604 2012/03/28 7,393
2012/03/29 88 440 2012/03/29 118 615 2012/03/29 7,634
2012/03/30 18 436 2012/03/30 78 580 2012/03/30 7,613
— H 62 — H 112 — H ¥ 2,430

Daily Average

Daily Average

Daily Average




0 -5<365 1 -5<365 0 -5<365
(R T 2 R REHL 2 5 ) (R Fir 2 R REHL 2 5 1) (R T 2 R REHL 2 5 )
PEARIE M wWEY+ M AR — 1
H A Chinese Yuan—Japanese Yen H A Korean Won—Japanese Yen H A Indian Rupee—Japanese Yen
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts [C=3=P-9) Exchange FX Margin contracts
Date WA | TR Date WA | TR Date WA | TR
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( - ) - -l 2008.1~12 ( - ) - -l 2008.1~12 ( - ) - -
2009.1~12 ( - ) - -| 2009.1~12 ( - ) - -| 2009.1~12 ( - ) - -
2010.1~12 ( - ) - -| 2010.1~12 ( - ) - -| 2010.1~12 ( - ) - -
2011.1~12 ( 109 ) 31,992 215 2011.1~12 ( 109 ) 90,877 425 | 2011.1~12 ( 109 ) 90,019 628
2012.1~ 3 ( 61 ) 12,964 291 | 2012.1~ 3 ( 61 ) 16,938 456 | 2012.1~ 3 ( 61 ) 31,544 883
2011.10 ( 21 ) 4,882 277 2011.10 ( 21 ) 14,883 213 2011.10 ( 21 ) 24,338 298
201111 ( 22 ) 3,216 329 2011. 11 ( 22 ) 6,938 196 2011. 11 ( 22 ) 17,357 455
2011.12 (21 ) 6,252 215 2011.12 (21 ) 13,196 425 2011.12 (21 ) 17,252 628
2012. 1 ( 18 ) 3,027 232 2012. 1 ( 18 ) 3,168 281 2012. 1 ( 18 ) 6,727 1,011
2012. 2 ( 21 ) 4,056 180 2012. 2 ( 21 ) 6,158 189 2012. 2 ( 21 ) 12,983 618
2012. 3 ( 22 ) 5,881 291 2012. 3 ( 22 ) 7,612 456 2012. 3 ( 22 ) 11,834 883
2011. 3 (- ) - - 2011. 3 (- ) - - 2011. 3 (- ) - -
2012/03/01 57 188 2012/03/01 1,648 207 2012/03/01 1,386 613
2012/03/02 120 218 2012/03/02 147 200 2012/03/02 110 653
2012/03/05 150 233 2012/03/05 124 211 2012/03/05 1,830 677
2012/03/06 100 233 2012/03/06 125 265 2012/03/06 333 548
2012/03/07 134 316 2012/03/07 39 258 2012/03/07 169 571
2012/03/08 150 213 2012/03/08 85 233 2012/03/08 1,972 522
2012/03/09 191 185 2012/03/09 165 195 2012/03/09 1,849 492
2012/03/12 1,078 211 2012/03/12 394 269 2012/03/12 165 550
2012/03/13 122 206 2012/03/13 242 234 2012/03/13 167 500
2012/03/14 173 226 2012/03/14 191 259 2012/03/14 269 666
2012/03/15 376 411 2012/03/15 190 250 2012/03/15 295 555
2012/03/16 247 273 2012/03/16 1,770 267 2012/03/16 134 575
2012/03/19 73 284 2012/03/19 136 259 2012/03/19 88 579
2012/03/20 232 259 2012/03/20 64 304 2012/03/20 1,142 562
2012/03/21 467 233 2012/03/21 248 261 2012/03/21 153 603
2012/03/22 591 258 2012/03/22 592 305 2012/03/22 464 655
2012/03/23 783 248 2012/03/23 301 366 2012/03/23 354 661
2012/03/26 45 266 2012/03/26 778 424 2012/03/26 300 793
2012/03/27 408 242 2012/03/27 209 464 2012/03/27 100 798
2012/03/28 233 252 2012/03/28 50 491 2012/03/28 192 901
2012/03/29 124 279 2012/03/29 40 505 2012/03/29 238 863
2012/03/30 27 291 2012/03/30 74 456 2012/03/30 124 883
— H¥H 267 — H¥H 346 — H¥H 538
Daily Average Daily Average Daily Average




Y-~<365 Y-><365 V-~<365
(3 | T 2 AL 4 3 1) (3 | FIF 2 AL A L5 ) (B3 | FIr 2 BRI A L5 )
Y2 3.2 YERUR KRV
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H A Euro-U.S. Dollar H A British Pound-U.S. Dollar H A British Pound-Swiss Fraj
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts [C=3=P-9) Exchange FX Margin contracts
Date WA | TR Date WA | TR Date WA | TR
(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest Volume Interest
2008.1~12 ( 48 ) 141,449 2,704 | 2008.1~12 ( 48 ) 19,796 279 | 2008.1~12 ( 48 ) 2,329 52
2009.1~12 ( 260 ) 1,116,564 6,234 | 2009.1~12 ( 260 ) 426,937 2,287 | 2009.1~12 ( 260 ) 27,895 303
2010.1~12 ( 260 ) 3,674,987 15,356 | 2010.1~12 ( 260 ) 555,891 1,436 | 2010.1~12 ( 260 ) 79,909 1,736
2011.1~12 ( 260 ) 8,246,516 14,587 | 2011.1~12 ( 260 ) 772,999 1,324 | 2011.1~12 ( 260 ) 186,041 390
2012.1~ 3 ( 64 ) 1,708,418 25,487 | 2012.1~ 3 ( 64 ) 96,138 2,293 | 2012.1~ 3 ( 64 ) 14,455 336
2011.10 ( 21 ) 683,872 23,517 2011.10 ( 21 ) 48,346 1,776 2011.10 ( 21 ) 4,304 324
201111 ( 22 ) 1,148,331 22,575 2011. 11 ( 22 ) 62,762 1,845 2011. 11 ( 22 ) 7,175 301
2011.12 (22 ) 753,824 14,587 2011.12 (22 ) 48,679 1,324 2011.12 (22 ) 8,411 390
2012. 1 ( 21 ) 898,735 23,951 2012. 1 ( 21 ) 34,907 1,908 2012. 1 ( 21 ) 4,596 269
2012. 2 ( 21 ) 505,585 29,263 2012. 2 ( 21 ) 30,757 1,748 2012. 2 ( 21 ) 6,739 371
2012. 3 ( 22 ) 304,098 25,487 2012. 3 ( 22 ) 30,474 2,293 2012. 3 ( 22 ) 3,120 336
2011. 3 ( 23 ) 503,526 25,720 2011. 3 ( 23 ) 93,668 2,141 2011. 3 ( 23 ) 16,909 1,090
2012/03/01 14,401 30,055 2012/03/01 689 1,842 2012/03/01 117 356
2012/03/02 19,485 30,156 2012/03/02 1,828 1,648 2012/03/02 107 367
2012/03/05 12,217 31,053 2012/03/05 1,109 1,644 2012/03/05 102 352
2012/03/06 31,057 2012/03/06 1,380 1,527 2012/03/06 104 347
2012/03/07 31,436 2012/03/07 1,381 1,676 2012/03/07 50 345
2012/03/08 29,987 2012/03/08 816 1,716 2012/03/08 114 328
2012/03/09 28,624 2012/03/09 1,525 1,497 2012/03/09 76 325
2012/03/12 29,141 2012/03/12 2,363 1,436 2012/03/12 220 356
2012/03/13 27,892 2012/03/13 1,478 1,760 2012/03/13 471 309
2012/03/14 29,421 2012/03/14 1,552 1,836 2012/03/14 308 341
2012/03/15 30,830 2012/03/15 1,101 1,718 2012/03/15 125 323
2012/03/16 31,042 2012/03/16 1,252 1,851 2012/03/16 196 337
2012/03/19 28,982 2012/03/19 1,092 1,922 2012/03/19 100 354
2012/03/20 29,140 2012/03/20 906 1,799 2012/03/20 77 354
2012/03/21 27,335 2012/03/21 1,287 1,749 2012/03/21 91 346
2012/03/22 27,450 2012/03/22 655 1,776 2012/03/22 117 351
2012/03/23 28,107 2012/03/23 978 1,832 2012/03/23 29 355
2012/03/26 20,785 2012/03/26 1,341 2,062 2012/03/26 57 369
2012/03/27 25,769 2012/03/27 1,176 2,135 2012/03/27 195 354
2012/03/28 25,179 2012/03/28 1,516 1,906 2012/03/28 96 352
2012/03/29 24,672 2012/03/29 1,113 1,947 2012/03/29 192 327
2012/03/30 25,487 2012/03/30 3,936 2,293 2012/03/30 176 336
— H 13,823 — H 1,385 — H 142
Daily Average Daily Average Daily Average




0 >< 365 0 >< 365 7 >< 365
(s | T 2 AL 4 3 1) (3 | FIF 2 AL A LS ) (B3 | FIF 2 AL A L )
KRV ALAT T KRV H R F—=ARTVT R/ KR

H A U.S. Dollar-Swiss Franc H A U.S. Dollar-Canadian Dollar H A Australian Dollar-U.S. Dollar
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts [C=3=P-9) Exchange FX Margin contracts
Date WA | TR Date WA | TR Date WA | TR

(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open

Volume Interest Volume Interest Volume Interest
2008.1~12 ( 48 ) 11,313 407 | 2008.1~12 ( 48 ) 3,939 144 | 2008.1~12 ( 48 ) 1,168
2009.1~12 ( 260 ) 75,115 820 | 2009.1~12 ( 260 ) 45,869 382 | 2009.1~12 ( 260 ) 6,261
2010.1~12 ( 260 ) 145,093 3,967 | 2010.1~12 ( 260 ) 111,927 1,845 | 2010.1~12 ( 260 ) : 8,555
2011.1~12 ( 260 ) 497,869 1,244 | 2011.1~12 ( 260 ) 178,483 453 | 2011.1~12 ( 260 ) 2,369, 4,862
2012.1~ 3 ( 64 ) 59,130 1,367 | 2012.1~ 3 ( 64 ) 16,739 582 | 2012.1~ 3 ( 64 ) 488,446 7,063
2011.10 ( 21 ) 22,501 1,575 2011.10 ( 21 ) 7,810 534 2011.10 ( 21 ) 213,875 4,316
201111 ( 22 ) 20,796 1,264 2011. 11 ( 22 ) 9,782 411 2011. 11 ( 22 ) 308,096 4,971
2011.12  ( 22 ) 24,496 1,244 2011.12 (22 ) 6,571 453 2011.12 (22 ) 278,570 4,862
2012. 1 ( 21 ) 19,570 1,430 2012. 1 ( 21 ) 6,905 538 2012. 1 ( 21 ) 182,743 6,780
2012. 2 ( 21 ) 24,800 1,403 2012. 2 ( 21 ) 5,400 725 2012. 2 ( 21 ) 138,206 8,195
2012. 3 ( 22 ) 14,760 1,367 2012. 3 ( 22 ) 4,434 582 2012. 3 ( 22 ) 167,497 7,063
2011. 3 ( 23 ) 67,195 6,321 2011. 3 ( 23 ) 23,976 2,413 2011. 3 ( 23 ) 174,028 9,405
2012/03/01 486 1,326 2012/03/01 260 721 2012/03/01 3,896 8,261
2012/03/02 461 1,370 2012/03/02 96 720 2012/03/02 5,047 7,706
2012/03/05 774 1,530 2012/03/05 228 671 2012/03/05 4,003 7,534
2012/03/06 371 1,480 2012/03/06 259 645 2012/03/06 7,177 7,346
2012/03/07 638 1,240 2012/03/07 229 613 2012/03/07 930 7,112
2012/03/08 1,428 1,338 2012/03/08 213 631 2012/03/08 6,916
2012/03/09 694 1,372 2012/03/09 205 666 2012/03/09 3,815 6,712
2012/03/12 445 1,193 2012/03/12 169 649 2012/03/12 6,356 6,689
2012/03/13 826 1,379 2012/03/13 198 680 2012/03/13 8,345 6,789
2012/03/14 747 1,226 2012/03/14 197 708 2012/03/14 10,452 6,240
2012/03/15 712 1,130 2012/03/15 172 660 2012/03/15 12,915 6,429
2012/03/16 880 1,186 2012/03/16 104 648 2012/03/16 7,108 6,736
2012/03/19 792 1,337 2012/03/19 201 735 2012/03/19 9,056 5,740
2012/03/20 603 1,404 2012/03/20 332 676 2012/03/20 19,366 6,798
2012/03/21 632 1,192 2012/03/21 170 700 2012/03/21 10,791 7,092
2012/03/22 987 1,474 2012/03/22 327 648 2012/03/22 10,257 7,190
2012/03/23 655 1,341 2012/03/23 262 589 2012/03/23 6,456 6,683
2012/03/26 717 1,470 2012/03/26 175 609 2012/03/26 4,918 5,938
2012/03/27 361 1,485 2012/03/27 108 641 2012/03/27 3,873 5,896
2012/03/28 398 1,302 2012/03/28 113 647 2012/03/28 12,645 6,847
2012/03/29 709 1,454 2012/03/29 173 586 2012/03/29 7,605 7,327
2012/03/30 444 1,367 2012/03/30 243 582 2012/03/30 5,162 7,063

— H 671 — H 202 — H 7,614
Daily Average Daily Average Daily Average




0 >< 365 0 >< 365 7 >< 365
(B3 | FIF 2 AL LS ) (B3 | FIF 2 AL L5 ) (5 | T 2 AL 5 1)
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H A Euro-Swiss Franc H A Euro—British Pound H A New Zealand Dollar-U.S. Dollar
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts [C=3=P-9) Exchange FX Margin contracts
Date WA | TR Date WA | TR Date WA | TR

(Trading Days) Trading Open (Trading Days) Trading Open (Trading Days) Trading Open

Volume Interest Volume Interest Volume Interest
2008.1~12 ( 48 ) 1,100 78| 2008.1~12 ( 48 ) 10,453 330 | 2008.1~12 ( 48 ) 5,000 400
2009.1~12 ( 260 ) 20,485 735 2009.1~12 ( 260 ) 88,194 2451 2009.1~12 ( 260 ) 38,640 399
2010.1~12 ( 260 ) 82,892 2,236 | 2010.1~12 ( 260 ) 100,441 902 | 2010.1~12 ( 260 ) 94,114 375
2011.1~12 ( 260 ) 522,352 6,101 | 2011.1~12 ( 260 ) 157,660 671 2011.1~12 ( 260 ) 195,778 637
2012.1~ 3 ( 64 ) 42,426 6,344 | 2012.1~ 3 ( 64 ) 15,423 446 | 2012.1~ 3 ( 64 ) 43,152 1,664
2011.10 ( 21 ) 56,015 2,992 2011.10 ( 21 ) 6,056 272 2011.10 ( 21 ) 11,175 603
2011. 11 ( 22 ) 50,218 3,831 2011. 11 ( 22 ) 11,663 337 2011. 11 ( 22 ) 13,933 895
2011.12 (22 ) 41,402 6,101 2011.12 (22 ) 13,200 671 2011.12  ( 22 ) 12,8 637
2012. 1 ( 21 ) 22,153 8,080 2012. 1 ( 21 ) 5,824 399 2012. 1 ( 21 ) 13,022 1,167
2012. 2 ( 21 ) 13,671 6,521 2012. 2 ( 21 ) 5,315 375 2012. 2 ( 21 ) 14,936 1,489
2012. 3 ( 22 ) 6,602 6,344 2012. 3 ( 22 ) 4,284 446 2012. 3 ( 22 ) 15,194 1,664
2011. 3 ( 23 ) 13,454 596 2011. 3 ( 23 ) 16,672 1,235 2011. 3 ( 23 ) 28,423 502
2012/03/01 6,247 2012/03/01 385 575 2012/03/01 373 1,403
2012/03/02 6,194 2012/03/02 661 409 2012/03/02 696 1,241
2012/03/05 6,179 2012/03/05 223 395 2012/03/05 669 1,241
2012/03/06 6,204 2012/03/06 44 393 2012/03/06 959 1,109
2012/03/07 6,138 2012/03/07 75 406 2012/03/07 467 1,152
2012/03/08 6,238 2012/03/08 94 369 2012/03/08 1,093 1,321
2012/03/09 6,224 2012/03/09 153 368 2012/03/09 944 1,123
2012/03/12 6,208 2012/03/12 320 393 2012/03/12 422 1,182
2012/03/13 6,074 2012/03/13 323 422 2012/03/13 648 1,205
2012/03/14 5,762 2012/03/14 223 440 2012/03/14 882 1,010
2012/03/15 5,406 2012/03/15 132 466 2012/03/15 933 1,340
2012/03/16 5,486 2012/03/16 200 457 2012/03/16 829 1,576
2012/03/19 5,577 2012/03/19 203 430 2012/03/19 302 1,603
2012/03/20 5,598 2012/03/20 123 415 2012/03/20 770 1,532
2012/03/21 5,637 2012/03/21 193 436 2012/03/21 477 1,487
2012/03/22 5,616 2012/03/22 130 438 2012/03/22 885 1,229
2012/03/23 5,729 2012/03/23 176 393 2012/03/23 690 1,423
2012/03/26 5,771 2012/03/26 158 405 2012/03/26 689 1,509
2012/03/27 5,726 2012/03/27 133 419 2012/03/27 484 1,489
2012/03/28 5,695 2012/03/28 146 396 2012/03/28 798 1,499
2012/03/29 5,717 2012/03/29 117 441 2012/03/29 734 1,635
2012/03/30 6,344 2012/03/30 72 446 2012/03/30 450 1,664

— H 300 — H 195 — H 691
Daily Average Daily Average Daily Average
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H A Euro-Australian Dollar H A British Pound-Australian Dollar
[C=3=p-9) Exchange FX Margin contracts (E¥PRE Exchange FX Margin contracts
Date WA | TR Date WA | TR

(Trading Days) Trading Open (Trading Days) Trading Open

Volume Interest Volume Interest
2008.1~12 ( 48 ) 2,351 26 | 2008.1~12 ( 48 ) 1,087 59
2009.1~12 ( 260 ) 24,891 505 | 2009.1~12 ( 260 ) 59,698 742
2010.1~12 ( 260 ) 208,708 2,647 | 2010.1~12 ( 260 ) 81,296 642
2011.1~12 ( 260 ) 355,969 1,204 | 2011.1~12 ( 260 ) 233,642 678
2012.1~ 3 ( 64 ) 4,421 ] 2012.1~ 3 ( 64 ) 41,358 1,861
2011.10 ( 21 ) 20,295 1,659 2011.10 ( 21 ) 17,970 695
2011. 11 ( 22 ) 21,740 1,748 2011. 11 ( 22 ) 21,380 879
2011.12 (22 ) 49,815 1,204 2011.12 (22 ) 22,976 678
2012. 1 ( 21 ) 48,609 3,598 2012. 1 ( 21 ) 19,074 669
2012. 2 ( 21 ) 49,193 3,629 2012. 2 ( 21 ) 11,073 792
2012. 3 ( 22 ) 34,406 4,421 2012. 3 ( 22 ) 11,211 1,861
2011. 3 ( 23 ) 31,873 2,317 2011. 3 ( 23 ) 26,893 659
2012/03/01 397 3,854 2012/03/01 444 809
2012/03/02 31 3,993 2012/03/02 370 735
2012/03/05 3,167 3,921 2012/03/05 453 897
2012/03/06 1,855 4,036 2012/03/06 534 996
2012/03/07 752 4,234 2012/03/07 279 949
2012/03/08 1,665 4,098 2012/03/08 524 944
2012/03/09 1,895 3,724 2012/03/09 498 878
2012/03/12 1,616 4,254 2012/03/12 236 981
2012/03/13 1,243 3,824 2012/03/13 584 1,060
2012/03/14 1,595 3,894 2012/03/14 809 1,324
2012/03/15 714 3,784 2012/03/15 375 1,201
2012/03/16 1,004 3,588 2012/03/16 293 1,107
2012/03/19 814 3,685 2012/03/19 420 1,222
2012/03/20 1,652 4,061 2012/03/20 838 1,478
2012/03/21 2,042 4,242 2012/03/21 318 1,526
2012/03/22 2,061 4,416 2012/03/22 1,045 1,614
2012/03/23 1,361 4,314 2012/03/23 362 1,571
2012/03/26 995 4,113 2012/03/26 395 1,598
2012/03/27 420 4,159 2012/03/27 223 1,668
2012/03/28 1,917 4,512 2012/03/28 951 1,658
2012/03/29 1,082 4,363 2012/03/29 803 1,820
2012/03/30 828 4,421 2012/03/30 457 1,861

— H 1,564 — H 510
Daily Average Daily Average
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Total of Exchange FX Margin

(ﬁ% FEllivk) contracts
Date 0 | Hcde AR
(Trading Days) Trading Open
Volume Interest
2008.1~12 ( 261 ) 43,301,268 154,101
2009.1~12 ( 260 ) 70,579,936 461,016
2010.1~12 ( 260 ) 109,935,079 799,657
2011.1~12 ( 260 ) 136,658,356 789,692
2012.1~ 3 ( 64 ) 20,923,326 680,520
2011.10 (21 ) 10,388,713 668,972
201111 ( 22 ) 10,534,190 769,196
2011.12 (22 ) 7,233,569 789,692
2012. 1 (21 ) 6,409,315 739,104
2012. 2 ( 21 ) 7,034,516 619,737
2012. 3 ( 22 ) 7,479,495 680,520
2011, 3 ( 23 ) 15,870,475 630,205
2012/03/01 317,396 605,079
2012/03/02 299,589 613,623
2012/03/05 371,853 639,363
2012/03/06 410,209 669,513
2012/03/07 273,069 657,909
2012/03/08 408,400 640,637
2012/03/09 459,352 601,057
2012/03/12 242,900 631,613
2012/03/13 379,908 599,365
2012/03/14 382,004 616,061
2012/03/15 441,874 616,971
2012/03/16 347,179 617,784
2012/03/19 316,449 618,431
2012/03/20 312,668 639,281
2012/03/21 335,221 644,046
2012/03/22 526,040 670,113
2012/03/23 349,232 668,186
2012/03/26 264,751 641,947
2012/03/27 230,302 637,598
2012/03/28 270,331 662,461
2012/03/29 295,830 688,883
2012/03/30 244,938 680,520
-H ¥ 339,978
Daily Average
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H H Nikkei 225 Margin contracts H A DAX® Margin contracts
(E R H0 CETE S
Date Bl | R Date Bl | R
(Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest
2008.1~12 ( - ) - -| 2008.1~12 ( - ) - -
2009.1~12 (- ) - -| 2009.1~12 ( - ) - -
2010.1~12 ( 27 ) 62,000 2,210] 2010.1~12 ( 28 ) 3,616 181
2011.1~12 ( 251 ) 812,346 10,717] 2011.1~12 ( 257 ) 100,509 2,836
2012.1~ 3 ( 64 ) 388,699 23,558 2012.1~ 3 ( 65 ) 21,022 1,752
2011.10 (21 ) 36,983 22,158 2011.10 (21 ) 8,369 1,385
201111 ( 22 ) 59,165 19,741 201111 ( 22 ) 14,555 1,500
2011.12 (22 ) 43,420 10,717 2011.12 (21 ) 7,271 2,836
2012. 1 ( 21 ) 44,875 16,319 2012. 1 ( 22 ) 8,768 2,994
2012. 2 ( 21 ) 136,695 21,995 2012. 2 (21 ) 7,818 2,337
2012. 3 (22 ) 207,129 23,558 2012. 3 ( 22 ) 4,436 1,752
2011. 3 (22 ) 179,854 6,061 2011. 3 (23 ) 7,745 758
2012/03/01 10,457 21,399 2012/03/01 225 2,233
2012/03/02 7,459 22,507 2012/03/02 148 2,222
2012/03/05 10,513 22,842 2012/03/05 384 2,107
2012/03/06 11,637 22,909 2012/03/06 375 2,134
2012/03/07 7,157 23,838 2012/03/07 108 2,148
2012/03/08 10,726 24,142 2012/03/08 318 2,061
2012/03/09 14,257 18,834 2012/03/09 279 2,045
2012/03/12 8,599 18,411 2012/03/12 74 2,024
2012/03/13 10,526 17,995 2012/03/13 324 2,050
2012/03/14 9,481 18,370 2012/03/14 235 2,014
2012/03/15 7,761 18,601 2012/03/15 308 1,827
2012/03/16 8,434 18,936 2012/03/16 252 1,362
2012/03/19 7,678 19,453 2012/03/19 73 1,377
2012/03/20 4,747 20,803 2012/03/20 147 1,453
2012/03/21 6,008 21,415 2012/03/21 104 1,507
2012/03/22 10,101 22,658 2012/03/22 211 1,618
2012/03/23 9,575 22,778 2012/03/23 232 1,641
2012/03/26 6,480 23,058 2012/03/26 83 1,619
2012/03/27 14,083 24,221 2012/03/27 65 1,630
2012/03/28 11,945 23,807 2012/03/28 72 1,637
2012/03/29 9,621 24,000 2012/03/29 289 1,704
2012/03/30 9,984 23,558 2012/03/30 130 1,752
- H O 9,415 - H O 202
Daily Average Daily Average
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H A FTSE 100 Margin contracts H A FTSE China 25 Margin contracts
(E¥H%0 (E¥H%0
Date Wi | @R Date A | B
(Trading Days) Trading Open (Trading Days) Trading Open
Volume Interest Volume Interest
2008.1~12 ( - ) - -l 2008.1~12 ( - ) - -
2009.1~12 (- ) - -l 2009.1~12 ( - ) - -
2010.1~12 ( 28 ) 1,857 181 2010.1~12 ( 14 ) 218 60
2011.1~12 ( 251 ) 80,189 586] 2011.1~12 ( 246 ) 13,112 208
2012.1~ 3 ( 64 ) 4,829 902| 2012.1~ 3 ( 61 ) 1,941 353
2011.10 ( 21 ) 2,446 1,411 2011.10 ( 20 ) 780 180
2011. 11 ( 22 ) 3,111 671] 2011.11 ( 22 ) 727 199
2011. 12  ( 20 ) 2,046 586 2011.12 ( 20 ) 469 208
2012. 1 ( 21 ) 1,605 1,305 2012. 1 ( 18 ) 546 156
2012. 2 ( 21 ) 1,827 2,036] 2012. 2 ( 21 ) 767 201
2012. 3 ( 22 ) 1,397 902] 2012. 3 ( 22 ) 628 353
2011. 3 ( 23 ) 7,041 632] 2011. 3 ( 23 ) 1,646 125
2012/03/01 83 2,081 2012/03/01 20 194
2012/03/02 89 2,045 2012/03/02 12 196
2012/03/05 73 2,082 2012/03/05 19 195
2012/03/06 197 2,055 2012/03/06 56 199
2012/03/07 36 2,038 2012/03/07 32 203
2012/03/08 96 1,988 2012/03/08 32 210
2012/03/09 51 1,953 2012/03/09 18 216
2012/03/12 23 1,953 2012/03/12 15 218
2012/03/13 117 1,858 2012/03/13 17 216
2012/03/14 31 1,869 2012/03/14 20 223
2012/03/15 14 1,875 2012/03/15 12 224
2012/03/16 24 620 2012/03/16 29 247
2012/03/19 28 631 2012/03/19 35 262
2012/03/20 60 666 2012/03/20 45 287
2012/03/21 18 670 2012/03/21 59 306
2012/03/22 40 692 2012/03/22 25 316
2012/03/23 59 723 2012/03/23 15 312
2012/03/26 66 765 2012/03/26 23 318
2012/03/27 49 802 2012/03/27 34 319
2012/03/28 50 819 2012/03/28 22 322
2012/03/29 180 891 2012/03/29 21 328
2012/03/30 13 902 2012/03/30 67 353
-H ¥ 64 -H ¥ 29
Daily Average Daily Average
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Exchange Equity Index

(ﬁ% FEllivk) Margin contracts
Date TP R R
(Trading Days) Trading Open
Volume Interest
2008.1~12 ( - ) - -
2009.1~12 (- ) - -
2010.1~12 ( 29 ) 67,691 2,632
2011.1~12 ( 260 ) 1,006,156 14,347
2012.1~ 3 ( 65 ) 416,491 26,565
2011.10 (21 ) 48,578 25,134
201111 ( 22 ) 77,558 22,111
2011.12 (22 ) 53,206 14,347
2012. 1 ( 22 ) 55,794 20,774
2012. 2 (21 ) 147,107 26,569
2012. 3 ( 22 ) 213,590 26,565
2011, 3 ( 23 ) 196,286 7,576
2012/03/01 10,785 25,907
2012/03/02 7,708 26,970
2012/03/05 10,989 27,226
2012/03/06 12,165 27,297
2012/03/07 7,333 28,227
2012/03/08 11,172 28,401
2012/03/09 14,605 23,048
2012/03/12 8,711 22,606
2012/03/13 10,984 22,119
2012/03/14 9,767 22,476
2012/03/15 8,095 22,527
2012/03/16 8,739 21,165
2012/03/19 7,814 21,723
2012/03/20 4,999 23,209
2012/03/21 6,189 23,898
2012/03/22 10,377 25,284
2012/03/23 9,881 25,454
2012/03/26 6,652 25,760
2012/03/27 14,231 26,972
2012/03/28 12,089 26,585
2012/03/29 10,111 26,923
2012/03/30 10,194 26,565
- H O 9,710
Daily Average




e
Exchange Total

A H
(EEA%)
bate G e HEE S
(Trading Days) Trading N7 ey B5] Open
Volume Block Trade Interest
2008.1~12 66,927,067 1,408,510 1,458,669
2009.1~12 83,678,044 753,636 1,425,860
2010.1~12 121,278,095 600,083 1,977,280
2011.1~12 144,901,960 588,878 1,348,717
2012.1~ 3 22,388,923 115,287 1,113,141
2011. 10 10,873,346 38,903 1,508,863
2011. 11 11,326,814 59,586 1,653,874
2011. 12 7,607,729 39,424 1,348,717
2012, 1 6,711,308 30,214 1,304,870
2012. 2 7,608,092 35,372 1,245,294
2012, 3 8,069,523 49,701 1,113,141
2011. 3 17,057,099 94,699 1,667,200
2012/03/01 354,599 2,000 1,238,996
2012/03/02 340,731 2,540 1,241,365
2012/03/05 390,182 - 1,269,602
2012/03/06 437,031 - 1,300,037
2012/03/07 292,128 5,000 1,291,627
2012/03/08 426,812 - 1,277,723
2012/03/09 497,031 15,000 1,217,715
2012/03/12 256,596 - 1,248,446
2012/03/13 417,574 2,692 1,215,143
2012/03/14 435,411 8,646 1,225,835
2012/03/15 505,817 3,080 1,236,426
2012/03/16 1,168 1,236,035
2012/03/19 305 1,046,300
2012/03/20 - 1,068,636
2012/03/21 - 1,073,687
2012/03/22 547,585 - 1,100,791
2012/03/23 367,031 3,080 1,100,121
2012/03/26 280,427 1,040 1,073,604
2012/03/27 247,168 1,040 1,071,235
2012/03/28 296,826 - 1,097,279
2012/03/29 309,527 1,040 1,122,346
2012/03/30 277,593 3,070 1,113,141
— H ¥ 367,614

Daily Average

el apiana st O— B FESIGIERNE, eIy SRs1 a6 LT<V-><365 (T A FRELe:IRS]) &7t & #3656 (TS | kAl 7 4GE
LIRS A FEF O— BRSO E ARl T ET,

¥ The figure of the average of’Exchange Total” is calculated by summing the daily averages of Total of Interest Rate Futures
contracts”,”Total of Exchange FX Margin contracts”and”Total of Exchange Equity Index Margin contracts”.

RIS LR = — LA — N —F A MRS K OGCL AR AR b+ 37 AN S 1378 i A LARZE BRI fEL Y, 20104R4 3 12 A 56 H 25 H TR
GlERIEL TR EL,

3% In preparation for the forthcoming launch of the amended Over-Night Call Rate Futures and Spot-Next Repo Rate Futures,

the Over-Night Call Rate Futures and Spot-Next Repo Rate Futures had been suspended from April 12th to June 25th in 2010.

HOPR244E1 A 30 H K0 —u [ILIBOR6: A 4 St LU Tl ET,

TFX listed Six-month Euroyen LIBOR futures on January 30, 2012.

MGCLARAR Y b 27 AN, 2012423 26 H KIS &45 ILL TRV ET,

STFX suspended trading of Spot Next Repo Rate Futures as of 26 March 2012.

1L W B <0 5< 365 (BB FFARTEIL ) . <D< HR365(R3 I FHAREGELETEI) 0 2 %K,

3%1.Trading on the day is only Exchange Forex Margin contracts and Exchange Equity Index Margin contracts




Transaction Volume of House Account & Customers’ Account

OI.AC - X aEHER

1. =—uf3s Ha&FEyw

Three—month Euroyen futures

Hn ) B 5 % 3 5y
ER Volume of House Account Volume of Customers’ Account
Date Transaction
Y%
Volume o o
Share Share
2008.1~12 44,744,266 12,979,782 29.0 % 31,764,484 71.0 %
2009.1~12 26,132,040 8,736,104 334 % 17,395,936 66.6 %
2010.1~12 22,549,850 6,309,713 28.0 % 16,240,137 72.0 %
2011.1~12 14,403,802 3,654,536 254 % 10,749,266 74.6 %
2012.1~ 3 2,080,262 583,298 28.0 % 1,496,964 72.0 %
2011. 10 869,910 204,714 23.5 % 665,196 76.5 %
2011. 11 1,409,632 448,033 31.8 % 961,599 68.2 %
2011. 12 640,908 153,221 23.9 % 487,687 76.1 %
2012. 1 490,888 124,507 254 % 366,381 74.6 %
2012. 2 840,304 273,580 32.6 % 566,724 67.4 %
2012. 3 749,070 185,211 24.7 % 563,859 75.3 %
2011. 3 1,980,676 411,813 20.8 % 1,568,863 79.2 %
2012/03/01 52,834 16,831 31.9 % 36,003 68.1 %
2012/03/02 66,868 26,065 39.0 % 40,803 61.0 %
2012/03/05 14,680 5,300 36.1 % 9,380 63.9 %
2012/03/06 28,914 7,999 27.7 % 20,915 72.3 %
2012/03/07 23,452 3,947 16.8 % 19,505 83.2 %
2012/03/08 14,480 3,658 25.3 % 10,822 4.7 %
2012/03/09 46,148 2,251 4.9 % 43,897 95.1 %
2012/03/12 9,970 2,274 22.8 % 7,696 77.2 %
2012/03/13 53,364 6,082 114 % 47,282 88.6 %
2012/03/14 86,480 26,603 30.8 % 59,877 69.2 %
2012/03/15 111,296 46,409 41.7 % 64,887 58.3 %
2012/03/16 50,316 9,413 18.7 % 40,903 81.3 %
2012/03/19 20,046 6,576 32.8 % 13,470 67.2 %
2012/03/21 29,230 6,205 21.2 % 23,025 78.8 %
2012/03/22 22,336 2,671 12.0 % 19,665 88.0 %
2012/03/23 15,836 1,025 6.5 % 14,811 93.5 %
2012/03/26 18,048 2,454 13.6 % 15,594 86.4 %
2012/03/27 5,266 939 178 % 4,327 82.2 %
2012/03/28 28,412 6,032 21.2 % 22,380 78.8 %
2012/03/29 7,172 825 11.5 % 6,347 88.5 %
2012/03/30 43,922 1,652 3.8 % 42,270 96.2 %
— H 35,670
Daily Average
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SIX-month Euroyen LIBOR futures

3. MEAfR=T— LA —/N

AR

Spot—-Next Repo Rate Futures

4. GCURAR b X7 AN
Spot-Next Repo Rate Futures
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3In preparation for the forthcoming launch of the amended Over-Night Call Rate Futures and Spot-Next Repo Rate Futures,
had been suspended from April 12th to June 25th in 2010.
xR

isted Six-month

Over—Night Call Rate Futures and Spot-Next Repo Rate
P24 11 30 A 10 2 — = LIBOR6» H &A1 54 I

2uroven LIBOR futures on January 30, 2012.
Ay b R ARSI, 2012423 1 26 H L0 TS| %
uspended trading of Spot Next Repo Rate Futures as of

I
L TEYET,

L TRYET,
March 2012,
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Put Option on Three—month Euroyen futures Call Option on Three—month Euroyen futures
N Z R4 N Z R4
H H Pra—— B C 5 Volume of Customers’ Pra—— . B E5 Volume of Customers’
HIELIE | Volume of House Account HIELIE | Volume of House Account
Date Transaction Account Transaction Account
/ /\
Volume b b Volume b b
Share Share Share Share

2008.1~12 1,608,728 96,615 6.0 % 1,512,113 94.0 % 894,006 63,581 7.1 % 830,425 92.9 %

2009.1~12 38,654 5,817 15.0 % 32,837 85.0 % 25,522 3,500 13.7 % 22,022 86.3 %

2010.1~12 400 200 50.0 % 200 50.0 % 400 200 50.0 % 200 50.0 %

2011.1~12 21,500 - 0.0 % 21,500 100.0 % 49,594 - 0.0 % 49,594 100.0 %

2012.1~ 3 |- - - % - - % - - - % - - %

2011. 10 - - - % - - % 2,200 - 0.0 % 2,200 100.0 %

2011. 11 20,500 - 0.0 % 20,500 100.0 % - - - % - - %

2011. 12 1,000 - 0.0 % 1,000 100.0 % - - - % - - %

2012. 1 - - - % - - % - - - % - - %

2012. 2 - - - % - - % - - - % - - %

2012. 3 - - - % - - % - - - % - - %

2011. 3 - - - % - - % - - - % - - %
2012/03/01 - - - % - - % - - - % - - %
2012/03/02 - - - % - - % - - - % - - %
2012/03/05 - - - % - - % - - - % - - %
2012/03/06 - - - % - - % - - - % - - %
2012/03/07 - - - % - - % - - - % - - %
2012/03/08 - - - % - - % - - - % - - %
2012/03/09 - - - % - - % - - - % - - %
2012/03/12 - - - % - - % - - - % - - %
2012/03/13 - - - % - - % - - - % - - %
2012/03/14 - - - % - - % - - - % - - %
2012/03/15 - - - % - - % - - - % - - %
2012/03/16 - - - % - - % - - - % - - %
2012/03/19 - - - % - - % - - - % - - %
2012/03/21 - - - % - - % - - - % - - %
2012/03/22 - - - % - - % - - - % - - %
2012/03/23 - - - % - - % - - - % - - %
2012/03/26 - - - % - - % - - - % - - %
2012/03/27 - - - % - - % - - - % - - %
2012/03/28 - - - % - - % - - - % - - %
2012/03/29 - - - % - - % - - - % - - %
2012/03/30 - - - % - - % - - - % - - %
— BT - -
Daily Average
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M. A M M5 £
Monthly Quotations

1. 2—uM3sA&ef%yw (3A)
Three—month Euroyen futures ( March 2012 )

SEIIETIN
o & i K . 3| BAtA
Price R{quc 75:%&{% Gk § s 77;{3‘/ A * H}(?h&%@ H
it BATSRE | BERE R FE MR
-~ Month-end P - . o
Contract Trading Exercised Month-end First Trading Day
Settlement .
Month S e e . N Volume Volume Open Interest Last Trading Day
il A i A 22 A &l A Price Final Settlement Day
Open Date High Date Low Date Close Date

B A

201203 99.670 1 99.670 1 99.665 1 99.665 16 99.668 53,001 - 176,157 07. 3.20
12. 3.16
12. 3.19

201204 - - - - - - - - 99.675 - - - 12. 1.17
12. 4.16
12. 4.17

201205 - - - - - - - - 99.675 - - - 12. 2.14
12.5.14
12.5.15

201206 99.665 1 99.670 1 99.660 16 99.665 30 99.670 96,010 - 167,226 07.

o>

201209 99.670 1 99.675 13 99.655 15 99.670 30 99.665 65,991 - 98,916 07.9.18
12.9.14
12.9.18
201212 99.670 1 99.670 1 99.650 15 99.660 30 99.665 80,562 - 79,835 07.12.18
12.12.17
12.12.18

201303 99.670 1 99.670 1 99.645 15 99.655 30 99.655 50,849 - 41,188 08. 3.18
201306 99.665 1 99.670 1 99.635 15 99.650 30 99.655 27,160 - 11,308 08. 6.17
201309 99.655 6 99.660 6 99.635 19 99.640 30 99.645 615 - 2,154 08.

201312 99.655 7 99.655 7 99.620 16 99.645 28 99.635 145 - 588 08.12.16
13.12.16
13.12.17

201403 99.650 21 99.650 21 99.620 21 99.630 29 99.625 202 - 183 09. 3.17

14.3.17
3.18

201406 - - - - - - - - 99.615 - - - 09.

201409 - - - - - - - - 99.595 - - - 09. 9.15

201412 - - - - - - - - 99.565 - - - 09.12.15
14.12.15
14.12.16

201503 - - - - - - - - 99.535 - - - 10.
201506 - - - - - - - - 99.505 - - - 10.
201509 - - - - - - - - 99.475 - - - 10. 9.14

201512 - - - - - - - - 99.430 - - - 10.12.14
15.12.14
15.12.15

201603 - - - - - - - - 99.375 - - - 11. 3.15
16. 3.14
16. 3.15

201606 - - - - - - - - 99.325 - - - 11. 6.14
16. 6.13
6.14

201609 - - - - - - - - 99.265 - - - 11.9.20
16. 9.16
16. 9.20

201612 - - - - - - - - 99.190 - - - 11.12.20
16.12.19
16.12.20

201703 - - - - - - - - 99.115 - - - 12. 3.19
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2. =—uMLIBOR6» A &F5ed (3A)
SIX-month Euroyen LIBOR futures ( March 2012 )

g L
, i K ~ e ) g\ P4 B
A i Honen e | mOE | A % g i f
ce Range A o B v ¥
Month—end AL e A1
Contract Trading Month—end First Trading Day
Month Settlement Volume Open Interest Last Trading Day
Gl A Fafil A kS A A A Price Final Settlement Day
Open Date High Date Low Date Close Date :
201203 99.6650 1 99.6650 1 99.6650 1 99.6650 1 99.6641 1 1,301
201204 99.6650 12. 1.30
12.4.16
12.4.18
201205 - - - - - - - - 99.6650 - -
201206 99.6650 14 99.6650 14 99.6625 15 99.6625 27 99.6625 402 1,007 12.1.30
12.6.18
12.6.20
201209 99.6625 30 99.6625 30 99.6625 30 99.6625 30 99.6625 200 601
201212 99.6575 14 99.6600 30 99.6525 21 99.6600 30 99.6600 800 1,000 12. 1.30
12.12.17
12.12.19
201303 - - - - - - - - 99.6575 - 700 12.1.30
13.3.18
13.3.21
201306 99.6525 28 99.6525 28 99.6525 28 99.6525 28 99.6550 100 300 12. 1.30
13.6.17
13.6.19
201309 - - - - - - - - 99.6425 - 200 12. 1.30
13.9.13
13.9.18
201312 99.6400 6 99.6400 6 99.6400 6 99.6400 6 99.6300 200 400 12. 1.30
13.12.16
13.12.18
201403 99.5950 21 99.5950 21 99.5950 21 99.5950 21 99.6100 200 200 12. 1.30
14. 3.17
14. 3.19
201406 - - - - - - - - 99.5975 - - 12. 1.30
14. 6.16
14.6.18
201409 - - - - - - - - 99.5800 - - 12. 1.30
14.9.12
14.9.17
201412 - - - - - - - - 99.5475 - - 12. 1.30
14.12.15
14.12.17
201503 - - - - - - - - 99.5175 - - 12.1.30
15.3.16
15.3.18
201506 - - - - - - - - 99.4875 - -
201509 - - - - - - - - 99.4575 - -
201512 - 99.4125 12. 1.30
15.12.14
15.12.16
201603 99.3575 12. 1.30
16. 3.14
16. 3.16
201606 - - - - - - - - 99.3075 - - 12. 1.30
16. 6.13
16. 6.15
201609 - - - - - - - - 99.2475 - - 12. 1.30
16. 9.16
16.9.21
201612 - - - - - - - - 99.1725 - - 12. 1.30
16.12.19
16.12.21
201703 - - - - - - - - 99.0975 - - 12.3..22
17.3.13
17.3.15
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3. o — A — R —F A R (3A)
Spot-Next Repo Rate Futures ( March 2012 )

s L
, %9 5 fii H S : e
WA i Honen e | momE | A ox TR 1
ce hange GRS T e 2 v 3
Month—end LTS e A1
Contract Trading Month—-end First Trading Day
Month Settlement Volume Open Interest Last Trading Day
S5{E R %ﬂﬁ A S0 A A A Price ‘ Final Settlement Day
Open Date High Date Low Date Close Date
201203 99.915 11.9.8
12. 3.13
12. 3.15
201204 99.915 11.10.11
12. 4.10
12. 4.12
201205 - - - - - - - - 99.915 - 11.11.17
12.5.23
12.5.25
201206 - - - - - - - - 99.915 - 11.12.22
12.6.15
12.6.19
201207 - - - - - - - - 99.915 - 12.1.25
12.7.12
12.7.17
201208 - - - - - - - - 99.915 - 12. 2.15
12.8.9
12.8.13
201209 - - - - - - - - 99.915 - 12.9.14
12.9.19
12.9.21
4. GCUAHR ARy b7 AMEREY (38)
Spot-Next Repo Rate Futures ( March 2012 )
e - T3 [T
R A 9 E Al A& e GIE-. A R B3| Fefs B
Price Range v I AE R WA
Month—end . . :
Contract Settlement Trading Month-end First Trading Day
Month BEfIE H e H E H 3 H Price Volume Open Interest Last Trading Day
Open Date High Date Low Date Close Date Final Settlement Da
201203 - - - - - - - - 99.895 - -
201204 - - - - - - - - 99.900 - -
201205 - - - - - - - - 99.900 - -
201206 - - - - - - - - 99.900 - -
201207 - - - - - - - - 99.900 - -
201208 - - - - - - - - 99.900 - -
201209 - - - - - - - - 99.900 - -

d trading of Spot Next Repo Rate Futures as of 26 March 2012.

25




5. 2—mf3» A &F|%e Tyt 7 var (3H)
Put Option on Three—month Euroyen futures ( March 2012 )

e A #E il K IS =y . HERITHE SRS
WA friems Price Range B e Rl e | PEEE e
c Month-end . R Volume of L S ITIN )
ontract - N Trading Month—end N N First Trading Day
Month Str.lkc Settlement Volume Open Interest. £ ereise Last Trading Day
Price A H B A ZAE H il H Price i i " Notification -
Open iDate| High |Date Low Date| Close iDate
201203 98.750 - - - - - - - - 0.000 - - - 10.12.14
98.875 - - - - - - - - 0.000 - - - 12. 3.16
99.000 - - - - - - - - 0.000 - - -
99.125 - - - - - - - - 0.000 - - -
99.250 - - - - - - - - 0.000 - 250 -
99.375 - - - - - - - - 0.000 - - -
99.500 - - - - - - - - 0.000 - 10,000 -
99.625 - - - - - - - - 0.000 - 250 -
99.750 - - - - - - - - 0.082 - - -
99.875 - - - - - - - - 0.207 - - -
100.000 - - - - - - - - 0.332 - - -
100.125 - - - - - - - - 0.457 - - -
100.250 - - - - - - - - 0.582 - - -
100.375 - - - - - - - - 0.707 - - -
100.500 - - - - - - - - 0.832 - - -
Total - 10,500 -
201206 98.875 - - - - - - - - 0.000 - - - 11. 3.15
99.000 - - - - - - - - 0.000 - - - 12. 6.18
99.125 - - - - - - - - 0.000 - - -
99.250 - - - - - - - - 0.000 - - -
99.375 - - - - - - - - 0.000 - - -
99.500 - - - - - - - - 0.005 - - -
99.625 - - - - - - - - 0.025 - - -
99.750 - - - - - - - - 0.095 - - -
99.875 - - - - - - - - 0.205 - - -
100.000 - - - - - - - - 0.330 - - -
100.125 - - - - - - - - 0.455 - - -
100.250 - - - - - - - - 0.580 - - -
100.375 - - - - - - - - 0.705 - - -
100.500 - - - - - - - - 0.830 - - -
Total - - -
201209 98.875 - - - - - - - - 0.000 - - - 11. 6.14
99.000 - - - - - - - - 0.000 - - - 12.9.14
99.125 - - - - - - - - 0.005 - - -
99.250 - - - - - - - - 0.010 - - -
99.375 - - - - - - - - 0.015 - - -
99.500 - - - - - - - - 0.025 - - -
99.625 - - - - - - - - 0.045 - - -
99.750 - - - - - - - - 0.110 - - -
99.875 - - - - - - - - 0.215 - - -
100.000 - - - - - - - - 0.335 - - -
100.125 - - - - - - - - 0.460 - - -
100.250 - - - - - - - - 0.585 - - -
100.375 - - - - - - - - 0.710 - - -
100.500 - - - - - - - - 0.835 - - -
Total - - -
201212 - - - - - - - - 0.005 - - -
- - - - - - - - 0.010 - 250 -
- - - - - - - - 0.010 - - -
- - - - - - - - 0.015 - - -
- - - - - - - - 0.020 - - -
- - - - - - - - 0.035 - - -
- - - - - - - - 0.060 - - -
- - - - - - - - 0.130 - - -
99.875 - - - - - - - - 0.225 - - -
100.000 - - - - - - - - 0.340 - - -
100.125 - - - - - - - - 0.460 - - -
100.250 - - - - - - - - 0.585 - - -
100.375 - - - - - - - - 0.710 - - -
100.500 - - - - - - - - 0.835 - - -
Total b 250, -
201303 98.875 - - - - - - - - 0.005 - - - 11.12.20
99.000 - - - - - - - - 0.015 - - - 13.3.18
99.125 - - - - - - - - 0.015 - - -
99.250 - - - - - - - - 0.020 - - -
99.375 - - - - - - - - 0.030 - - -
99.500 - - - - - - - - 0.050 - - -
99.625 - - - - - - - - 0.080 - - -
99.750 - - - - - - - - 0.150 - - -
99.875 - - - - - - - - 0.240 - - -
100.000 - - - - - - - - 0.350 - - -
100.125 - - - - - - - - 0.470 - - -
100.250 - - - - - - - - 0.595 - - -
100.375 - - - - - - - - 0.720 - - -
Total - - -
201306 98.875 - - - - - - - - - - - 12. 3.19
99.000 - - - - - - - - - - - 13.6.17
99.125 - - - - - - - - - - -
99.250 - - - - - - - - - - -
99.375 - - - - - - - - - - -
99.500 - - - - - - - - - - -
99.625 - - - - - - - - - - -
100.000 - - - - - - - - - - -
100.125 - - - - - - - - - - -
100.250 - - - - - - - - - - -
100.375 - - - - - - - - - - -
Total - - -

26




6. 2—r[l3H H&FIEY a—1FTvar (3H)
Call Option on Three—month Euroyen futures ( March 2012 )

K F #E il IS [ X HEFIAT A "
WA s Price Range LT T3 ¥k QHEQE K B EZE&E
Month-end . R Volume of ) "~
Contract - N Trading Month-end N First Trading Day
Month Str_lkc Settlement Volume Open Interest Exercise Last Trading Day
Price A H B H FZE H il H Price ) ) o Notification -
Open i Date High Date Low Date| Close iDate
201203 98.750 - - - - - - - - 0.918 - - - 10.12.14
98.875 - - - - - - - - 0.793 - - - 12. 3.16
99.000 - - - - - - - - 0.668 - - -
99.125 - - - - - - - - 0.543 - - -
99.250 - - - - - - - - 0.418 - - -
99.375 - - - - - - - - 0.293 - - -
99.500 - - - - - - - - 0.168 - - -
99.625 - - - - - - - - 0.043 - - -
99.750 - - - - - - - - 0.000 - 600 -
99.875 - - - - - - - - 0.000 - - -
100.000 - - - - - - - - 0.000 - - -
100.125 - - - - - - - - 0.000 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
100.500 - - - - - - - - 0.000 - - -
Total - 600 -
201206 98.875 - - - - - - - - 0.795 - - - 11. 3.15
99.000 - - - - - - - - 0.670 - - - 12. 6.18
99.125 - - - - - - - - 0.545 - - -
99.250 - - - - - - - - 0.420 - - -
99.375 - - - - - - - - 0.295 - - -
99.500 - - - - - - - - 0.175 - - -
99.625 - - - - - - - - 0.070 - - -
99.750 - - - - - - - - 0.015 - - -
99.875 - - - - - - - - 0.000 - - -
100.000 - - - - - - - - 0.000 - - -
100.125 - - - - - - - - 0.000 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
100.500 - - - - - - - - 0.000 - - -
Total - - -
201209 98.875 - - - - - - - - 0.790 - - - 11. 6.14
99.000 - - - - - - - - 0.665 - - - 12.9.14
99.125 - - - - - - - - 0.540 - - -
99.250 - - - - - - - - 0.425 - - -
99.375 - - - - - - - - 0.305 - - -
99.500 - - - - - - - - 0.190 - - -
99.625 - - - - - - - - 0.085 - - -
99.750 - - - - - - - - 0.025 - - -
99.875 - - - - - - - - 0.005 - - -
100.000 - - - - - - - - 0.000 - - -
100.125 - - - - - - - - 0.000 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
100.500 - - - - - - - - 0.000 - - -
Total - - -
201212 98.875 - - - - - - - - 0.795 - - - 11.9.20
99.000 - - - - - - - - 0.675 - - - 12.12.17
99.125 - - - - - - - - 0.550 - - -
99.250 - - - - - - - - 0.430 - - -
99.375 - - - - - - - - 0.310 - - -
99.500 - - - - - - - - 0.200 - - -
99.625 - - - - - - - - 0.100 - - -
99.750 - - - - - - - - 0.045 - - -
99.875 - - - - - - - - 0.015 - - -
100.000 - - - - - - - - 0.005 - - -
100.125 - - - - - - - - 0.000 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
100.500 - - - - - - - - 0.000 - - -
Total - - -
201303 98.875 - - - - - - - - 0.785 - - - 11.12.20
99.000 - - - - - - - - 0.665 - - - 13.3.18
99.125 - - - - - - - - 0.545 - - -
99.250 - - - - - - - - 0.425 - - -
99.375 - - - - - - - - 0.310 - - -
99.500 - - - - - - - - 0.205 - - -
99.625 - - - - - - - - 0.110 - - -
99.750 - - - - - - - - 0.055 - - -
99.875 - - - - - - - - 0.020 - - -
100.000 - - - - - - - - 0.010 - - -
100.125 - - - - - - - - 0.000 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
Total - - -
201306 98.875 - - - - - - - - 0.775 - - - 12. 3.19
99.000 - - - - - - - - 0.655 - - - 13.6.17
99.125 - - - - - - - - 0.530 - - -
99.250 - - - - - - - - 0.410 - - -
99.375 - - - - - - - - 0.300 - - -
99.500 - - - - - - - - 0.200 - - -
99.625 - - - - - - - - 0.120 - - -
99.750 - - - - - - - - 0.065 - - -
99.875 - - - - - - - - 0.030 - - -
100.000 - - - - - - - - 0.010 - - -
100.125 - - - - - - - - 0.005 - - -
100.250 - - - - - - - - 0.000 - - -
100.375 - - - - - - - - 0.000 - - -
Total - - -
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7.
U.S. Dollar-Japanese Yen Exchange FX Margin contracts
#OE A K A R e
Price Range 15 B A& B | 2 gﬁﬂ—@(}kﬁ
SN Lotntt]ho:neonndt Trading Month—end
P H il A ol A i A Price Volume Open Interest
Open Date High Date Low Date Close Date
81. 31 1 84. 18 15 80. 58 7 82.77 30 82.79 1, 756, 200 207, 036
8. <V ~o<365 MBlIFFAHERERE) =2 —r 1 (3 )
Euro—Japanese Yen Exchange FX Margin contracts ( March 2012 )
®OE A K H K o
Price Range PR fiip 7S 5 | S 3&‘*}4{’};{@
alonthend | prading Month-end
4 A &l H Sef H i H Price Volume Open Interest
Open Date High Date Low Date| Close iDate
108. 35 1 111.44 21 105. 64 6 110. 41 30 110. 41 1, 580, 950 73,600
9. <V o<365 (BBIFTABIELEERS) AV F/H (3 H)
British Pound-Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE Al A& H K ErET
Price Range T A 5 [ Hk @ﬂw@
Sk?sotnttlheimeenndt Trading Month—end
, . i w R Volume Open Interest
=N H e H 2l H &l H Price
Open Date High Date Low Date Close Date
129. 46 1 133.51 21 126. 54 6 132. 44 30 132. 41 542, 417 37, 708
10. <V 5<365 (HBIFTARELEES]) F—=AMZVT RV (3 A)
Australian Dollar—Japanese Yen Exchange FX Margin contracts ( March 2012 )
®E K A XK -
Price Range 15 FAm S s ik gﬁﬂ—@(}kﬁ
SN Lotntt]hofmeonndt Trading Month—end
Bl A i H e A P A Price Volume Open Interest
Open Date High Date Low Date Close Date
87.28 1 88. 65 19 84. 60 29 85. 77 30 85. 77 2, 144, 938 205, 845
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AAATZT /W (3 A

)

11.
Swiss Franc—Japanese Yen Exchange FX Margin contracts ( March 2012 )
W K 3k -
Price Range & AT 5| Bk gEj;z{Q
Month—end . -
Trading Month—end
, . i SettlAement Volume Open Interest
BRE H i H ZAH H HeAr H Price
Open Date High Date Low Date Close Date
89. 87 1 92. 41 21 87.68 6 91.73 30 91.73 35, 397 3, 985
12. <V 5<365 (HBIFTAREILEES]) AFEENH (3 A)
Canadian Dollar—Japanese Yen Exchange FX Margin contracts ( March 2012 )
®OE A K A XK .
Price Range TE B DGIE S ;E?}ZEE
Month—end . o
Trading Month—end
Settlement Volume Open Interest
SHE H i H ZhE HeAl A Price p
Open Date High Date Low Date Close Date
82.21 1 84. 98 21 80. 38 82. 98 30 82. 98 59, 269 9, 484
13, <V o<365 (WBIFTARELEEE) N2 RV (3 A )
New Zealand Dollar—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#E MMk A xR .
Price Range TE B DGIE fiéjlf’}";{a
Month—end . o
Trading Month-end
Settlement Volume Open Interest
e H i H ZAH A HEAE A Price P
Open Date High Date Low Date Close Date
67. 86 1 69. 15 19 65. 30 6 67. 80 30 67.78 500, 012 26, 517
14. <9 o5<365 (BMBIFTAEENLERE) M7 7I BT R/ (3 A )
South African Rand-Japanese Yen Exchange FX Margin contracts ( March 2012 )
®E K A K ErET
Price Range P77 %8 B | 2 ngz;
Month-end . -
Trading Month—end
Settlement Volume Open Interest
bef R O| WS R | i | R | #ME | B | Price b ~
Open Date High Date Low Date Close Date
10. 860 1 11. 095 19 10. 490 6 10. 800 30 10. 800 175,574 53, 336
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15. <V 5<365 (HBIFTAREILEES]) Ny z—rma—x,/M (3 1)
Norwegian Krone—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 ngz{%
gN Lotnttlheﬁenndt Trading Month—end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
14. 530 1 14. 680 27 14. 120 6 14. 540 30 14. 540 6, 036 886
16. <V 5<365 (WBIFTARKIHLEES) FERIL/H (3 A)
Hong Kong Dollar—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range b=y Rk S ngz{%
gN Lotnttlheﬁenndt Trading Month—end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
10. 480 1 10. 840 15 10. 380 6 10. 655 30 10. 660 1, 369 436
17. <V 5<365 (HWBIFTAREILEES]) Ay z—Frru—F,/0 (3 1)
Swedish Krona—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range SN 7778 B | 2 ngz{%
gN Lotnttlheﬁenndt Trading Month—end
Bl = e A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
12. 285 1 12. 520 30 11. 855 12.510 30 12.510 2, 466 580
18. < VW 5<365 (HBIFTARIILEES) A—=F v FXaF /1 (3 A)
Polish Zloty-Japanese Yen Exchange FX Margin contracts ( March 2012 )
®E K A K ErET
Price Range 5 B Rk S ngz{%
gN Lotnttlheﬁenndt Trading Month—end
Bl = e A el A o A Price Volume Open Interest
Open Date High Date Low Date Close Date
26. 26 1 27. 00 21 25.29 6 26. 62 30 26. 62 53, 460 7,613
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<0 o< 365 (MG &R REHLA LS ])

TEART/H (3 7))

19
Chinese Yuan—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 EFE%?;
Month-end . Ny
Trading Month—end
Settlement Volume Open Interest
ARE H e A 7l HEAE H Price p -
Open Date High Date Low Date Close Date
12. 876 1 13. 301 21 12. 750 13. 125 30 13. 138 5, 881 291
20. <V 5<365 REIFTABIEMGRE)  @EY+> T (3 7))
Korean Won—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range b=y Rk S EFE%?;
Month-end . Ny
Trading Month—end
Settlement Volume Open Interest
ARE H e H 72l H HeAE H Price p -
Open Date High Date Low Date Close Date
7. 258 1 7.458 15 7.136 7 7.312 30 7.312 7,612 456
21. <V -o<365 (HUS|PT2 R ES]) A Fre—/M (3 /)
Indian Rupee—Japanese Yen Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range SN 7778 B | 2 EFE%?;
Month-end . A
Trading Month—end
Settlement Volume Open Interest
i PR | s PR | % B | @ oA Price P ~
Open Date High Date Low Date Close Date
1. 644 1 1. 678 15 1. 584 23 1. 626 30 1. 626 11, 834 883
22. <D ~o<365 (WGIFTAMIHLERS]) 22—/ KRFL (3 8 )
Euro-U.S. Dollar Exchange FX Margin contracts ( March 2012 )
®E K A K ErET
Price Range P77 %8 B | 2 EFE%?;
Month-end . N
Trading Month—end
Settlement Volume Open Interest
ARE H e H ZhE H HeAE H Price p :
Open Date High Date Low Date Close Date
1. 3326 1 1. 3385 27 1. 3004 15 1. 3340 30 1. 3337 304, 098 25, 487
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<D o< 365 (MG &R LA HLS )

YRR KRRV (3 A)

( March 2012 )

23. :
British Pound-U.S. Dollar Exchange FX Margin contracts
#OE A K A K ETET
Price Range 15 B k& B | 2 éng%
gN Lotnttlheﬁenndt Trading Month-end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
1. 5923 1 1. 6037 30 1. 5604 12 1. 6000 30 1. 5998 30, 474 2,293
24. <V o<365 (HU5IPTARRELGES]) PR R/ AL ATF (3 A)
British Pound-Swiss Franc Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 éng%
gN Lotnttlheﬁenndt Trading Month-end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
1. 4400 1 1. 4620 14 1. 4315 13 1. 4446 30 1. 4439 3,120 336
25. <V -o<365 (RSGIFTABRERERSD KRV AL 27T (3 )
U.S. Dollar-Swiss Franc Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range SN 7778 B | 2 éng%
gN Lotnttlheﬁenndt Trading Month-end
Bl = e A 2l i = Price Volume Open Interest
Open Date High Date Low Date Close Date
0. 9046 1 0.9332 15 0.9010 0. 9025 30 0. 9025 14, 760 1, 367
26. < V<365 (HUS|PT2RRELeES]) KRN TFE R (3 A)
U.S. Dollar—Canadian Dollar Exchange FX Margin contracts ( March 2012 )
®E K A K ErET
Price Range P77 %8 B | 2 éng%
gN Lotnttlheﬁenndt Trading Month—end
Bl = e A el A o A Price Volume Open Interest
Open Date High Date Low Date Close Date
0. 9892 1 1. 0030 6 0. 9845 1 0. 9989 30 0. 9975 4,434 582
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F—=Z VT ALKk (3 H)

( March 2012 )

27.
Australian Dollar-U.S. Dollar Exchange FX Margin contracts
#OE A K A K ETET
Price Range 15 B k& B | 2 ngz{%
gN Lotnttlheﬁenndt Trading Month-end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
1.0733 1 1. 0817 2 1. 0305 29 1. 0356 30 1. 0356 167, 497 7,063
28. < V<365 (HU5IPTARREILGES]) a—a /AL AT7Z7 (3 A)
Euro-Swiss Franc Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 ngz{%
gN Lotnttlheﬁenndt Trading Month—end
Bl = T A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
1. 2055 1 1.2144 14 1. 2036 30 1. 2040 30 1. 2038 6, 602 6, 344
29. <V -o<365 (BBIFTARGEHLERS) =—r /SRR (3 H)
Euro—British Pound Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 5 B Rk S ngz{%
gN Lotnttlheﬁenndt Trading Month-end
Bl = e A 2l = i = Price Volume Open Interest
Open Date High Date Low Date Close Date
0.8371 1 0.8418 13 0. 8285 19 0. 8339 30 0. 8337 4, 284 446
30. <V o<365 (BSIFTARRELERE)  NZRAV/ KRV (3 H)
New Zealand Dollar-U.S. Dollar Exchange FX Margin contracts ( March 2012 )
®E K A K ErET
Price Range 5 B Rk S ngz{%
gN Lotnttlheﬁenndt Trading Month-end
Bl = e A el A o A Price Volume Open Interest
Open Date High Date Low Date Close Date
0. 8346 1 0. 8406 1 0. 8059 22 0. 8188 30 0. 8188 15, 194 1, 664
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a—u/F—ZA VT RL (3 )

31, <D ~<365 (ERGIFTAKRELEERT])
Euro—Australian Dollar Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 EFE%?;
Month-end . Ny
Trading Month—end
Settlement Volume Open Interest
ARE H e A 7l HEAE H Price p -
Open Date High Date Low Date Close Date
1. 2414 1 1. 2882 30 1. 2264 1. 2882 30 1. 2879 34, 406 4,421
32. <V ~o<366 (WBIATRBRELEERS)  ER F/ A=A FZ U7 v (3 )
British Pound-Australian Dollar Exchange FX Margin contracts ( March 2012 )
#OE A K A K ETET
Price Range 15 B k& B | 2 EFE%?;
Month-end . Ny
Trading Month—end
Settlement Volume Open Interest
bfe R O| WS R | i | R | #ME | B | Price b :
Open Date High Date Low Date Close Date
1. 4822 1 1. 5450 30 1.4721 2 1. 5450 30 1. 5448 11,211 1,861
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33, BE365 (HLSIPTRRAGHE GG EE )
Nikkei 225 Margin contracts

A% 225 FELAEGB] (3 A )
( March 2012 )

oE i A H R

EIE =R
Price Range 1 BT 5 | S Egaéig;i
ggz??g;2§i Trading Month—end
Bl = EiE = S I P I Price Volume Open Interest
Open Date High Date Low Date Close Date
9750. 00 1 10279. 00 27 9490. 00 6 10162. 00 30 10162. 00 207, 129 23, 558
34, BK365 (HLSIPTRRAGHESGEIL GRS ]) DAX®REHLEERG] (3 A )
DAX® Margin contracts  ( March 2012 )
WO M Ak .
Price Range T AL RElEoe s Eggiig;i
§£¥?¥g;2§i Trading Month-end
Bl A i = S H i E Price Volume Open Interest
Open Date High Date Low Date Close Date
6838. 00 1 7189. 00 16 6611. 00 6 6965. 00 30 6953. 00 4,436 1, 752
35.  #k365 (HWBIPTRAMFEEGEILE IS  FTSE100 FEHLEES] (3 A )
FTSE 100 Margin contracts ( March 2012 )
WO IS .
Price Range TE AL AS RElEoe Eggiig;i
§£¥?¥g;2§i Trading Month-end
il A i = S H i E Price Volume Open Interest
Open Date High Date Low Date Close Date
5891. 00 1 5991. 00 13 5722. 00 29 5767. 00 30 5767. 00 1, 397 902
36.  #k365 (Ho|Prikffifa BGEML &G  FTSE H1E 25 GELEHRS] (3 A )
FTSE China 25 Margin contracts  ( March 2012 )
WO IS .
Price Range VE AL AS RElEoe s Eggiig;i
§£¥?¥g;2§i Trading Month-end
Bl A i = 2l = i A Price Volume Open Interest
Open Date High Date Low Date Close Date
17868. 00 1 17889. 00 1 16097. 00 29 16349. 00 30 16334. 00 628 353
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Daily Trading Volume & Open Interest of Three—month Euroyen futures
March 2012
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Daily candlestick chart of U.S. Dollar-Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Euro—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of British Pound—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Australian Dollar-Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Swiss Franc—Japanese Yen Exchange Forex Margin Contracts

AEL—+
Exchange Rate 201 2E3ﬁ March 2012
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Daily candlestick chart of Canadian Dollar-Japanese Yen Exchange Forex Margin Contracts

ABL—+
Exchange Rate 201 2E3ﬁ March 2012

86.00

85.00

EETEY T

B .
L]

8200 | : W :
J

81.00

80.00

1 2 5 6 7 8 9 12 13 14 15 16 19 20 21 22 23 26 27 28 29 30



<Yo<365 (IR5IFTABLHLERRSE) NZRIL/H BBL—F O—VIRE

Daily candlestick chart of New Zealand Dollar—-Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of South African Rand—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Norwegian Krone—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Hong Kong Dollar-Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Swedish Krona—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Polish Zloty—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Chinese Yuan—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Korean Won—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Indian Rupee—Japanese Yen Exchange Forex Margin Contracts
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Daily candlestick chart of Euro—U.S. Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of British Pound—U.S. Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of British Pound—Swiss Franc Exchange Forex Margin Contracts
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Daily candlestick chart of U.S. Dollar-Swiss Franc Exchange Forex Margin Contracts
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Daily candlestick chart of U.S. Dollar—-Canadian Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of Australian Dollar-U.S. Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of Euro—Swiss Franc Exchange Forex Margin Contracts
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Daily candlestick chart of Euro—British Pound Exchange Forex Margin Contracts
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Daily candlestick chart of New Zealand Dollar-U.S. Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of Euro—Australian Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of British Pound—Australian Dollar Exchange Forex Margin Contracts
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Daily candlestick chart of Nikkei 225 Margin contractsExchange Equity Index Margin contracts
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Daily candlestick chart of FTSE 100 Margin contractsExchange Equity Index Margin contracts
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Daily candlestick chart of FTSE China 25 Margin contractsExchange Equity Index Margin contracts
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Trading Volume & Open Interest Records (Since Launched ~ March 12)

(1] A5 (s [ - )

Monthly (Trading Volume,Open Interest)

a—u M3y HE&FEY a—ul3y AefEmAr 7 ar
NI {7 Three—month Euroyen futures Options on Three—month Euroyen futures
Rank £ A He gl % & #£ A HREREHE | £ A sl & | £ A AREEHKE
Year/Month Volume Year/Month Month—-end Year/Month Volume Year/Month Month-end
Open Interest Open Interest
1 07. 8 5,086,511 07. 8 3,107,898 07. 8 741,006 06. 8 1,493,004
2 95. 3 4,692,890 07. 5 3,061,164 06. 9 559,825 06. 11 1,378,785
3 94. 6 4,377,319 07. 2 3,032,324 06. 7 486,121 06. 7 1,369,933
4 07. 6 4,118,686 07. 7 3,001,326 06. 8 480,818 06. 10 1,330,484
5 95. 6 3,913,927 06. 11 2,933,260 06. 6 465,111 06. 9 1,250,245
6 95. 2 3,910,442 07. 11 2,805,960 06. 4 448,522 06. 6 1,052,298
7 07. 2 3,856,049 07. 6 2,773,006 07. 2 402,756 07.11 1,040,811
8 07. 1 3,705,991 07.10 2,703,536 06. 3 393,727 08. 2 1,036,339
9 95. 1 3,689,444 07. 1 2,667,219 07. 9 376,430 07.10 996,535
10 06. 6 3,678,506 08. 2 2,621,641 07. 6 357,013 08. 1 962,760

(2] B Bl (5 150E)

Daily (Trading Volume)

a—nr M3y H %Y 2—rH3y HEREmA T v ar
Three—month Euroyen futures Options on Three—month Euroyen futures
JIE A7
Rk [ 427 B | WSl %R | 41 A P
Year/Month/Day Volume Year/Month/Day Volume
1 06. 6. 8 509,937 06. 3.31 131,602
2 95. 3. 8 506,230 07. 8.15 110,400
3 07. 2.21 469,478 06. 7. 5 102,827
4 98. 6.26 431,549 07.10. 1 99,700
5 06. 8.25 426,032 07. 9. 6 91,500
6 94. 1. 414,147 06. 9.25 86,600
7 95. 6. 2 383,583 07. 6. 6 86,002
8 95. 8.16 379,931 07. 8.24 80,575
9 07. 1.18 377,864 06. 7.24 80,455
10 06. 6. 9 367,163 07. 2.21 79,903

[3] B W &% i (B EHE)
Daily Record (Open Interest)

B EHE FEHR)
Open Interest (Date)

a—u 3y H R 5w

Three—month Euroyen futures 3, 442, 501
(07.6.18)
a—nuf3y H &Rt 7 v ar
Onti 1, 506, 180
ptions on
Three—month Euroyen futures ( 06.9. 1 )
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Trading Volume & Open Interest Records (Since Launched ~ March 12)

(1] ARl (5 - RS
Monthly (Trading Volume, Open Interest)

<Y< 365 (HLSIATARRFEILEES])
N AL Exchange FX Margin contracts
Rank £ A o5l % & £ A AREEHE
Year/Month Volume Year/Month Month-end
Open Interest

1 2011. 3 15, 870, 475 2011. 7 1, 060, 831

2 2010. 5 15, 003, 497 2011. 2 990, 267

3 2011. 4 14, 322, 311 2011. 8 970, 630

4 2011. 5 12, 443, 370 2011. 9 935, 208

5 2011. 8 12, 272, 479 2011. 6 905, 777

6 2011. 6 11, 241,912 2011. 1 895, 586

7 2011. 7 11, 087, 176 2011. 5 825,517

8 2010. 11 10, 896, 231 2010. 12 799, 657

9 2011. 9 10, 669, 026 2010. 11 797,675

10 2011. 11 10, 534, 190 2010. 10 789, 452
(2] B 5 (Hs1%E) (3] H & i m (BEEHE)

Daily (Trading Volume) Daily Record (Open Interest)
<) 28360 ®EH R GEA
(I3 T 2% B REHL TS ) Open Interest (Date)
JI§ fiz | Exchange FX Margin contracts N - <365
Rank £ H H o5l # & (B 5 | Fr 2 R R B 5 1) 1,119,884
Year/Month/Day Volume Exchange FX Margin contracts (11. 7.18)

1 10. 05. 06 1, 630, 780

2 11.10.31 1, 570, 930

3 11.08. 04 1,461, 725

4 11.03. 17 1, 426, 210

5 10. 05. 07 1, 408, 276

6 11.03. 15 1, 385, 664

7 11.04. 12 1, 305, 379

8 10. 05. 20 1, 289, 876

9 11.03. 18 1,246, 614

10 11.07. 12 1, 147, 608




B2 T 1%k ffi (A % 225)

T B FHHI) S B ARFHMM (UTIEARFRELIEOD) ISE-oTRBISHESNFEICI THIBSNEENTHY . BARFHML T BRET %k B AR U BRET ORI ZH H
FHFEITHL T, EFHE. MMM EE. TOMm—OEFEZALTOET. [BR TR EHRET HHMIERERSIE| (L FIAFEREIE1E05) ST T A TORE. MEIRFBLURIEL. b
HASUHRREMEEIFA (UATIERMEIUENI) BLIUZOSMEORETHY., TNLITOVTHARFHMUE—VOBBLZVLEEZAILOTEHYFEA A EIME I TISEEE T 5SS UKRKEE
LB EELSBRFHHREIRABAORLESS X EMNOFEOT . FHRUARLTVET  BARFHMLET B E TR ORASHE. HHAE. T BRETHURIEIONETELEZS
BHBLUAREFLTIERNEELTOET . BARFHEL LN AR TR ZRGENICARTIEBEASILOTIU AROBRZBEF(EHEIELT. EEZAIOTIHYFEEA.

*DAX®IEF A VERBIFT O & HE IR TT - DAX@IEBE AN [E, FAYERBIFTICKYREE. #E, REFVHEIRICBENTEYR— SN TOBLDTEBYFEE Ao P VEEIFTIE. DAXRFEHHLE I TD (2T vy
AFBIHESIBERBEVALT VIR —FI—IDFA. HEIHRTOATYIADMERFNALERISEVNTEH, ARH RV RHLRIERVREBEEEATVDLOTESHYER A A2 TYIRIEF I YVEBIFT
TERHELARLTOES . LAL BAFTREZRYOFIEETFICENT. FAYVEBIREE=ZFISHLAV TYIRDRBISOVTEEEZAVFER A, BT A1V TVIRORBOAREMEEHT 8B, RERE
BUE=FHICHLT-UAVEEA,

FAYEGBIFTIS& DA TYIRDRRREY DAXGIHEIEIND AT YIREAV T VIR —RI—I DR AERBOIEITE>T, FAYEBIFTEL T DAX@EEMEIEI~DRAEMEL. FFCORADH
AIOVWTERERBT DRI THEDTE—THYEE A,

FAYEGIFEA Y TYIRRUBA LT VIR —FI— DM — OEFIFTHELL T HREMEGIFTISHL T DAX@IEBE IS ISBEL TV T v IREA TYIRN —RI—VERIAR USRI 5 LERDH
LOTY,

-“FTSE®" |0 R EF4EX 5| (London Stock Exchange Plc) R U743+ )L =24 Ls X%t (The Financial Times Limited) DEZETHY . 42 A 22#91ZH 3L\ T FTSE International Limited (FTSE)AMERAL
TWEY ., “FTSE100"(&, FTSE OBERTHY. TDHLW HHEFIE FTSE ITIRELET , FTSE (X FTSE100 SEMLE 5 DX IR, #E . REREZTVEL A FLTOEE. M5 PEOHRIC—VIEHET2L0T
3 LWAVESEFELAVEE A,

FTSE100 ISBI 9 2 & TOMMIB EHE. Lo UITHEMIE - A MATERIE FTSE (TRELET . REMESIFTIE FTSE100 SEHE S| OMMI<HZY. FTSE LU TOEREEAT HERERBLTVET .

-FTSE o 25 12Ty R (& FTSE [CEYHHENTI\ES . FTSE (X FTSE fE 25 SEAEMBI OXE. #7. REREZ1THT . —NOREEZANEL A, CORBICRIT DL TOMMMEE, BOUVITHEE
- ARSI RIS FTSE ITRBLEY . RRSREMEIFE FTSE hE 25 GHSIMEIOMMI<H=Y. FTSE LYZOHEBREBATHEMEMBLTVET . FTSE®"[FAFUEE#E5IRT (London Stock
Exchange Plc) RU T4+ )L -84 LAt (The Financial Times Limited) D#E42TY .

-“FTSE®"I&B R EF%ER 5| (London Stock Exchange Plc) RUT4F >4 )L 24 LsX#t (The Financial Times Limited) . “TWSE"[& & &3 5|7 (the Taiwan Stock Exchange Corporation) #h£h M)
BETHY . 512 R2HITE DT FTSE International Limited (FTSE)AMERLTLVET , FTSE TWSE &% 50 1> Ty R (& FTSE [CKYEH SN TWET, FTSE (& FTSE TWSE &% 50 iE#l£H5I DX
B R REREETVER A F, TOEE. BEIPCTOMRIC— 5T 20 TRE LWAEREREVAVEL A COBRKICRT 22 TOMMBEE. G5B HRIE - AR MATERIE FTSE & TWSE
ITRELET . REREBERSIATX FTSE TWSE &% 50 SIS I O#RLI<H =Y. FTSE KUZDEREEAT HHEFEMBLTVET .

Nikkei Stock Average(Nikkei225):

The Nikkei Stock Average is a copyrighted index calculated by a method independently developed by Nikkei Inc. Nikkei Inc holds the copyright, the intellectual property rights, and all other rights associated
with the Nikkei Stock Average itself and the method of calculating Nikkei Stock Average. Business of Equity Index Margin contracts, the underlying assets of which are the Nikkei Stock Average (“Nikkei 225
Margin contracts”), and the enforcement of trading regulations for such contracts shall be managed under the responsibilities of Tokyo Financial Exchange Inc. (“TFX”) and its Trading Members, and Nikkei
Inc shall not assume any obligations or responsibilities thereof. In operating Nikkei 225 Margin contracts, TFX is responsible for calculating and publishing the ex-dividend prices of stocks used in the Nikkei
Stock Average, which are required for Nikkei 225 Margin contracts. Nikkei Inc has the right to change component stocks in the Nikkei Stock Average, the method of calculation, and other details of the Nikkei
Stock Average, and to discontinue the publication of the Nikkei Stock Average. Nikkei Inc shall not be obligated to continuously publish the Nikkei Stock Average, and shall not be liable for any errors, delay
or discontinuation of publication.

DAX:

DAX® is a registered trademark of Deutsche Bérse AG. This financial instrument is neither sponsored nor promoted, distributed or in any other manner supported by Deutsche Borse AG (the "Licensor").
The Licensor does not give any explicit or implicit warranty or representation, neither regarding the results deriving from the use of the Index and/or the Index Trademark nor regarding the Index value at a
certain point in time or on a certain date nor in any other respect. The Index is calculated and published by the Licensor. Nevertheless, as far as admissible under statutory law the Licensor will not be liable
vis-a-vis third parties for errors in the Index. Moreover, there is no obligation for the Licensor vis-a-vis third parties, including investors, to point out potential in the Index Neither the publication of the Index by
the Licensor nor the granting of a license regarding the Index as well as the Index Trademark for the utilization in connection with the financial instrument or other securities or financial products, which
derived from the Index, represents a recommendation by the Licensor for a capital investment or contains in any manner a warranty or opinion by the Licensor with respect to the attractiveness on an
investment in this product.In its capacity as sole owner of all rights to the Index and the Index Trademark the Licensor has solely licensed to the issuer of the financial instrument the utilization of the Index
and the Index Trademark as well as any reference to the Index and the Index Trademark in connection with the financial instrument.”

The FTSE100 Index:

“FTSE®" is a trade mark jointly owned by the London Stock Exchange Plc and The Financial Times Limited and is used by FTSE International Limited (“FTSE”) under licence. The FTSE100 Index is
calculated by FTSE. FTSE does not sponsor, endorse or promote this product and is not in any way connected to it and does not accept any liability in relation to its issue, operation and trading. All copyright
and database rights in the index values and constituent list vest in FTSE. Tokyo Financial Exchange Inc. has obtained full licence from FTSE to use such copyrights and database rights in the creation of this
product

The FTSE China 25 Index(FTSE =& 25 {5%k):

FTSE ®[E 2535 is calculated byFTSE. FTSE does not sponsor, endorse or promote this product and is not in any way connected to it and does not accept any liability in relation to its issue, operation and
trading. All copyright and database rights in the index values and constituent list vests in FTSE.“FTSE®" is a trade mark jointly owned by the London Stock Exchange plc and the Financial Times Limited.
Tokyo Financial Exchange Inc. has obtained full licence from FTSE to use such intellectual property rights in the creation of this product.“= ¥ 52" is a trade mark of FTSE International Limited. All marks
are licensed for use by FTSE.

The FTSE TWSE Taiwan 50 Index

“FTSE®” is a trade mark of the London Stock Exchange plc and the Financial Times Limited, “TWSE” is a trade mark of the Taiwan Stock Exchange Corporation (“TWSE”) and both are used by FTSE
International Limited (“‘FTSE”) under licence. The FTSE TWSE Taiwan 50 Index is calculated by FTSE. Neither FTSE nor TWSE sponsor, endorse or promote this product and are not in any way connected
to it and do not accept any liability in relation to its issue, operation and trading. All intellectual property rights in the index values and constituent list vest in FTSE and Tokyo Financial Exchange Inc. has
obtained full licence from FTSE and TWSE to use such intellectual property rights in the creation of this product.All copyright in the index values and constituent list vest in FTSE and TWSE.

wtet R W & B H 5l Fr
Tokyo Financial Exchange Inc.
http://www.tfx.co.jp/
E-mail: info@ tfx.co.jp

T 100-6915
FREZRADA2—6—1 ADW/A—IELT127 150
15% Floor Marunouchi Park Building
2-6-1 Marunouchi, Chiyoda—ku, Tokyo, 100-6915 JAPAN

Tel : 03-4578-2400 Fax : 03-3212-5780






